EZRMERRR e —FFEHREHIERRRES
2023 E58 2 FEM G

2023 4£ 6 A 30 H

EEBHAN:. EEEZAHAESEEERAT
EEFEN: PEHRILVBITRGAERAH
WREXEH EHR: 202347 A 21 H



B =2 e MR B A — R IR G ROE S BT AR G 2023 458 2 R

§1 BEERR

G N (K 3 0 O S ORIE AR, TR B/ R R B 3R PRI s 8,
FEAF LA A A BSOS B AR AN B A AT

FGFEE NP EAM AT IR A IR A AIREAR S FRME, 7202347 H 19 HERK T A
A I SSHRR . ER AR A SR EFEALS, RIEEENENMAERBICE. =R
NN PNt S

B BN A& LLWSAE F L SR 57 19 S5 0 B B4 5, (EANRIE RS & — @ A

B M SO REIARRIL . STTE KUK, Bt e H 30 R A BT 4 ) A
e RS IR

AR I 55 BORER Z 1T

AR EWIE 2023 F 4 1 HigE 6 H 30 Hik.

§ 2 B& 7= Mg

FE &R & L Ak — R R A

F 4 F A 012510

R (S LT

ity VeS| 2021 £ 8 H 3 H

et BIR B S A0 B 300 706, 015, 783. 44

B Hbs AT G EH IR M B2, LEFE I XS (A4
T, BRI S LR SRR 4% R [

Erdrigs il AFE GBI AR E AT B R BCRZE A LIRS
WM EER R, MRS G0 H 7 RIS
REEHATIRAN M7, S BETIN -2 55 72 AN A AR Bl 34
B E AN AR P 2R A e Ll . Bt b, A4 E
MR R A TR B TR K 30 77 AR R Al
BEMLL, B AME R A, FHEREARE
G EA . AEART S EMR R A FiFR R b, Ak
GIEEX E N ANEMAETEER . FIZER . YR ih sk
TAGEAFGEH KB WERRBATLE T, Wi
R R [ i e SR E SRR LA, J1SRIRAS R BTk
o

G b i Sk v VPR 300 FEEUN AR Z X 50%  HEA FREI A 2 X 20%+H
LR B R A AR 2 X 30%

AR AL 2 AR5 AIE KGR G TS, U R S U AR KPR T
MEEMBE S, mT RS KM ESE.

AN g & =2 e I S B PR A A

EEFEEN Hh ROV ARAT AR A B A )

%20 k121




B =2 e MR B A — R IR G ROE S BT AR G 2023 458 2 R

& 7 Gk B TR

& 0BT A — R R

=

& 05T Al — R R

&

B R FEE L 5 Y

012510

012511

IR N R 2 S < 40 B A

686, 475, 482. 12 1y

19, 540, 301. 32 3

§ 3 EEMFIIMESHERI

3.1 ZEMEI

fz: AR

E B S5 AR AR

WA (202344 H 1 H-202346 H 30 H)

E &R —FEFa RS A B SRS —FRFE RS C
L AR sl s -5, 091, 244. 59 -149, 385. 64
2. A HFE -49, 280, 023. 53 -1, 451, 854. 41
3. AT 3515 4 A B A 1R ) -0. 0708 -0.0715

4. HRHE

BV HRHE

549, 326, 902. 13

15, 606, 716. 79

b WIARIE & BUTHE

0. 8002

0. 7987

E: 1 BB SHR IS A O NAWEEE 52 e 15 o (B, P et 0 i
812855, TR ARG PRI R AT ZAR T A T
2. AW C LR R A IR SN . Besilicas . FAtiN CRNE A i EARshlias) fHkRE
KB JE HIARA, AR A B as in_EA 2 se i B AR sh Il s -

3.2 & FERI

3.2. 1 ZE&MFUHMER KR K H5 RIS L BE A e 2 1 H
[ 5 e p Aol —4E R IR & A

b g b i FE v
THE S R AR L 5 b 3 S U o
e R EIEKRO ‘ Wi RhrEZE O—0 @—@
HEZ® g EE)
@
HE=AH -8.07% 1. 08% -3.72% 0.61% ~4. 35% 0. 47%
TEANTH -9. 00% 1.07% -0. 72% 0. 64% -8. 28% 0. 43%
itk —4E -18. 07% 1. 29% -9. 22% 0. 78% -8. 85% 0.51%
H 3 4 A TR
-19. 98% 1. 32% -15. 87% 0. 83% —4. 11% 0. 49%
R RS
E &R —F A RS C
B [V E K RO E K RN S LR NV SR e S UE O—O) @—®

Fo3u o121




N e o e = e S e

RUIF SR R4y 2023 4F 55 2 ZRAFIR 4

HZQ W KB | za R bz
@

HE=EAH -8. 08% 1. 08% -3. 72% 0.61% -4, 36% 0. 47%
LEATH -9. 03% 1.07% -0. 72% 0. 64% -8. 31% 0. 43%
oEk—4F -18. 15% 1. 29% -9. 22% 0. 78% -8.93% 0.51%
HE 4 AR

-20. 13% 1. 33% -15. 87% 0. 83% ~4. 26% 0. 50%
R RS

3.2.2 HESEFAMURE S RTHFHEM KRR L H S RS R E#E R
RRFHI R

W PO i Ml — FE 35 WSR-S A ST TR A B 55 Tl A Ml £ PO AR ORI SR SR RD IH S S

5 L E)
3. 00% F
W
- % "‘f 'VUJ Ad
3. 00% v .»VH\ ﬁx
~6. 00% 4 =
] .Nﬂ.-}"'j' r"I \M I
-9. 00% :lni\" {II,“-_;'I 3 .:I;;E,I - i = \ N
~12. 00% A 14 - W A,
b \, f A VW
~15. 00% \ e I A
~18. 00% y k| \* Lo
|f VI g J
~21. 00% I ) %; V\MVKIJ !
24, 00% i y
24. 00% .
~27. 00% I
o o =t o~ Ly (=] - o o [t o 5] o =+ =] L o M~ o [=]
(=] (=] -— -— o4 o (=) -— -— o4 od o o -— (o] (o] (=) (=) -— o
S G O G
L 1 O A A
o o o o4 o4 o4 o4 o4 o4 o4 od od od od o o o o (o] o
[=] [=] [=] (=] (=] (=] (=] (=] (=] (=] (=) (=) (=) (=) o (=) (=) (=) (=) (=)
[} [} [} (o} (o} (o} (o} (o] (o] (o] od od od od o o o o o o
—EEHRTM—FEFHAHESARITAEAEKE —EERRTI—FFFHESAR TSI ENEE

p=i
H
p=i




B 22 O E RO BT Ak — A IR & ROE SRR B B 4 2023 SE5F 2 FRREIR

B % PR 1 M — S 35 A SRS C S>3 T 3 -1 15 55 Jol A Al £55 P AR B S/ i 38 T i I 3L 51
-k HCE)

00%
00%
00%
00%
00% -

00% \a
00% “\'..
00%
00%
00%
00%

. / /JJA " ﬂz‘h h1 A
y \J‘r«“::l .'-v-‘-‘,hhlbhl'f \%r\
Ilb/‘.'\-'\' \

Hi

2021-08-03
2021-09-08
2021-10-14
2021-11-19
2021-12-25
2022-01-30
2022-03-07
2022-04-12
2022-05-18

o
o4
b
(=)

2022-07-29

o4
o
(=)
o4

2022-10-09
2022-11-14
2022-12-20
2023-01-25
2023-03-02
2023-04-07
2023-05-13
2023-06-30

|—EEtEeL—FRHENRECRITENEE —

| 2022-09-03

|

ok

<

L

ﬂt—ﬁ%ﬁgﬁiﬁﬁcii‘l‘ﬂtéﬁiﬁiﬁl&§$|

T ARGHFESEFRERH 2021 48 H 3 Ho AFEEAE 6 NHEGHISTRES, SR G

-z

Pas Eo

raEREeEtRZ

§4 HEARE

4.1 RELHE (RESZHENA) f{ifr

(AR SIS LR E% b )
A RF Temam [ mmam| R Ve
AT
Eii: A, CFA, CPA CIEBUIL),
. CHEfholl), o2 KoL 2 A
v, A o A 1 20 ) o
b 2 P, R G A PR A R S A
e T A S B AT IR AR (L 73
o mu EEEHIARAT) BELm, (Wi
PRy 2SRRI G P LA ) R
s magy [0V AB gorp [EIBRATIIALE, TR
o, mE| O B FRARLEA, ARG,
- A AL 572 SR
A PRATIRA I SR BB B
P Yo, B E DR A KA
- ARA IS, METUHERAES. 1
— R :§§1jT1Eifﬂ@'kﬁ“‘fiiTézfiiyqYE%?@?%%EE%Z\ ES =g
e, TR Al — 4 A B A B B 22 S A
o HE [ A 4 e 2 T
R Al
574t 127




B =2 e MR B A — R IR G ROE S BT AR G 2023 458 2 R

—ERA
W & %
e ME
TR
A B
B AIbE S
s

T
Lo e AR E I A0 B4R F Y 23 I3 ARE 2 = P € AORS AR H AT RS H 351, o,
ARG 2B AR A7 RS FAERH .
2. R CEFFAOLAEIR” MTHEARENIZ A B TS M E I . IS SRR
< U A A PR IR

4. 2 EENX RGN E S EEM T E R I3

WA, AREGEHNHEST (PRI EIEF R e ) S AMAT IR
AT & Z R EEI R R R GRS S G D) MHUE, AFMEN . B
IR RS B IE P JE g 087, AR A P XU A b, O e B A NSRRI B, ot
FREMAFFANARIAT N A GRGH G ERRHIE KR e G RINAE

4.3 ARG ETIHA

4. 3.1 ARG H ERHATER
AN, AFITERF RIS RATA T BEREMSIE. S5 A TR 5B
IRE M PAT (AP BB BRMIREY , A 42 [ il JBF S SR O0) S0 52 2 AT Fs il AN el ik

4.3.2 RERXHIT RN T

ONF TR AR (A8 5 e SRS RIREY A (IR H R 058 5 R BN X S 38 5 HEAT M
o A WIA A R AR LA B & 2 0 26 R R I A8 5 FLIRS e ) 8300 48 5t e 13 224
F st 5%

4. 4 |5 A E S KR KRB EL T

TEEBEETREDS MT, NTEEA T LR A A RIIEIR, WU RS 7RSS
BRI, PR ERR PR LB S TN

TIAFELE N T R P A 1R T B i o R R AR R [ e B MBS T 32T 0638 0 A5, A AT
FRIAE R AL 2R I DA K T 3 O R B PR A R0t SE el " e8] 32 AR R . AR B R i

IR B, AT IR AR TR O, SRS iR PR FRATT RE W AR ORI 2 4T M
% 600 3% 12 7



B =2 e MR B A — R IR G ROE S BT AR G 2023 458 2 R

HOR I 7873 52 i AT AR SR S S SR Sk A A, TR e A m RIS Al X 40T N s ilod
KAETEREREME, TR EENEEEH I AR R, XU AR R A 2R
Kiliy LIk EIEINE . IIRAI PR A, o R A i S5 7 B AR R 3 T 3 R E K i
NS IE IR ATIE N, 4R 5138 4 ) 2 v 58 22 AP IX R & 2R3 08 2 v [ B3 7 ) T B 4
MR, WK L5 R AR IR . ARG BOL T2 5 2 25240 70 TAT ML A
AT, 745 E LT

TR IR G B D A AE SE RS A AR A m R A SR A mIREAT TS RE, 3R
MIHFAKINE U RIS N TR REME 28 A FI K R, RN E 2R 2 =] e B AR b,
I BBy S KINFAA A R FUHRIAE, BRSO ENLE FR 2 . RATAHE
R IIR TS O, [ 220 5 2 AR A R KA M R R A A, R e 2
O . AT T AR T I KUk M S5 A 2 B — ARk, 0 AT 2H & BRAE R BN )
4.5 REPANES KSR

A 202346 H 30 H, A4 A RMEEFME 0. 8002 7T, A& WN M EHFE ik 8. 07%,
[ S e N ik 3. 72%, skt LR 4. 35%; A4 C RMBUFEN 0. 7987 J, A
AR BAHE N 2k 8. 08%, [FIHNLGTREME N % 3. 72%, b ST LB 4. 36%.

4.6 WE AR ERTH ANBEE ST ETE R

T
§5 BmAEGHE
5. 1 REBIRESH=HEHMR
e i 5 EH () G S B L] (%)
1| Bt 522, 167, 198. 33 92. 22
Hop: i 522, 167, 198. 33 92. 22
Fee gt - -
] 5 Wi 2 5 % 31, 182, 286. 02 5.51
Hr: iz 31, 182, 286. 02 5.51
B FFUESF - -
DRl K iy - -
G AT A SR - _
SN IR 4 il gt - -
Fodpe SEWraR IR I SEN IR 8 4 5% B |
I—ﬁ:
T | AT E & AT 12, 845, 364. 75 2.27

BT o121



B =2 e MR B A — R IR G ROE S BT AR G 2023 458 2 R

45, 005. 80

0.01

566, 239, 854. 90

100. 00

VE: AREEESARGE WK WS I IE A2 5 LT 05 s I A e B8 N R T 104, 949, 066. 38 7T,
HAAR 1HE EL ) A 18. 58%.

5. 2 MEWIRIBAIT WA RPBERFAS

5.2. 1 REWARBITVHRABEARERRES

o T A G %fﬂ;ﬁ’; )@ﬁ“ﬁ
T VS 7 NN G0\ - -
B Rk - -
C  [HiliEk 333, 472, 853. 40 59. 03
D [HA1. #Tg R B KA =R
N4 35, 447. 47 0.01
E &5k 9, 682. 47, 0. 00
Foo R mEE 43, 201. 95 0.01
G sk, SiEAmEl 4,301, 683. 20 0.76
H o |[fFEE Dok - -
I (& BRSSP AE BRI S5, 2,970, 430. 64 0.53
T |ERlk 71, 603, 379. 20, 12. 67
K [FHb=k - -
L [FEGTRIR 45 MR 55k 4,421, 200. 00 0.78
Mo |RFER TR AR R S5 180, 760. 49 0.03
N PKFIS IREEFIA et H 155, 710. 27, 0.03
0 |[FRRSE. BEAHABIRS - -
P HE - -
Q | BAEMASTAE 23, 782. 86 0. 00
R 30k RE AR R - -
S %A - -
it 417, 218, 131. 95 73.85
5. 2. 2 MEHRIAT WA RSB ERH B ERHAE
ATk ARmE (NRAD i B TP IE L )
H O AR R 27, 061, 956. 96 4.79
AR - -
CRENIZ S 75, 531, 450. 52 13. 37
ESEs %N - -
Kty - -
R T PR fi - -
JR AR 2, 355, 658. 90 0. 42
Tk - -

o8 u o121




B =2 e MR B A — R IR G ROE S BT AR G 2023 458 2 R

Lk
Hen

T P R

3

ait

104, 949, 066. 38

18. 58

e LA EAYERA GICS 4722 h5 it
5. 3 BIRIEA SoUHE 5 24 B F= R LU X/ INHE P B B S R 5 4
5.3. 1 MEWKREA RO E HEESF = E AR /DHEF T4 R =B R 4

e | REARS | RESAKR ([ BE B | ARl o | EEESHESREIE] (9D
1 002050 —AeE 1, 300, 000 39, 338, 000. 00 6. 96
2 00700 s P2 125, 000 38, 216, 071. 00 6. 76
3 01024 PP 755, 800 37, 315, 379. 52 6. 61
4 601100 (ERYAT/ AN 465, 000 29, 913, 450. 00 5. 30
5 603899 R 630, 000 28, 123, 200. 00 4. 98
6 600036 FHRRAT 849, 920 27, 843, 379. 20 4.93
7 03690 £ 31-W 240, 000 27,061, 956. 96 4.79
8 002648 PR 1, 700, 000 25, 432, 000. 00 4. 50
9 002142 TUARAT 1, 000, 000 25, 300, 000. 00 4. 48
10 002271 K7 TN IL 900, 000 24, 534, 000. 00 4.34

5. 4 MERIRIL A MM RHEFRBALHE

e i 75 A ARME o b R BB L] (%)

1 X fii 7 27,033, 833. 42 4.79
2 P AT YR - _
3 il ieis 4, 148, 452. 60 .73

Hrp: BURME SR 4, 148, 452. 60 .73
4 ik fii F5 - -
5 A Ml A B 55 - -
6 A SR 4 - -
7 Al (AT AE i) - -
8 [ERIZ - -
9 HAth - -
10 it 31, 182, 286. 02 5.52

5.5 I EHIRIZ A FME 5 ST E A RN R BT T4 R 2 B 3 B 40

Fa | AR i 24K HE k) | ARME o) | HESESZRERE %
1 019663 21 [Efi 15 265, 000 27, 033, 833. 42 4.79
2 018008 [ JF 1802 40, 000 4, 148, 452. 60 0.73

5. 6 & BRI A A G ES T =1 E AR/ MHEF BT +48 B SCREESR 85
K




B =2 e MR B A — R IR G ROE S BT AR G 2023 458 2 R

ARSI AR AR R RFAT B SCRFIE SR

5. T MEWIRIEA RHE HHESF#ELLHIR/DEFRET LA RER B H
RAEHE AR, AEEAETEE.

5. 8 M B HRIL A SRMME 5 EE T3 E LB /MR R BT T4 BUE B 5 B 48
I G AR IRAR ARG

5.9 MEWIRFEE TR KBTI 5 18 0L it

5.9. 1 MEFARAE SHH KB A LK A8 2 B 40
AT AR AR AT AR B2

5.9.2 AESH R BIIP R AR RBUER

A CVEMRE N E K, EXE RSN, AEEEEN, EES5RENITHR .
S BB T A B T Is AT B I 7T, 455 3k SR & B SRR LB 0 AR 391 B A4
KV, FEZKT, WEMMESFER R AT, EFEEE R S AN KR, USRS
(FIRRr 2R R, BRI RGP XS

5. 10 R EHIRA S HH I EH G R HF oL i 3

5.10. 1 A HE A B R BUR

ARSI AT E GUR LB , KRR RS BRI, AEIRMEV EZH I, RSN
U SR &2, EIEX G i M i s TS i IT, 4 E AU LT e firik
M FREG BT, SPGB AT ILAS, 18 2 ks S B IR 55 SO AT I DR
BlE . REEE NGB EE G WA AR ERE, 12 H B U ST 24
PR SRR TR O T B s 1 XU

5. 10. 2 TR AR A E SH B ) E AT B 1 AR 28 4
AEE G AR T IR A AT 02

5. 10. 3 A& EH A R BE VAN
AR G AR 5 R AR AT [ 3

5. 11 BBEASWEME

5.11. 1 AR ESAIIB R B IEFF, TREFARTEERBEER LR AE
1, BRAEREHSG] D —FARENER S BT ATFER. LTHIES.

Fo100 L 121



B =2 e MR B A — R IR G ROE S BT AR G 2023 458 2 R

5.11. 2 AR SHRHBT + L MET, BERETBHESSFAMNE FIEREREZ I

L .
5. 11. 3 HARTE =14 %
Fs R &5 (1)
1 FHRES 38, 945. 66
2 NYSGIFERIE B -
3 Mg il _
4 NIRIE -
5 NS R R 6, 060. 14
6 HoAth S IAGER -
7 HoAh -
8 fann 45, 005. 80
5. 11. 4 MEHRFFA 14 T 5 B30 1 v] #8535 i 40
AFE G ARG AR AR FFA AT BRI T #4065 57
5. 11. 5 & HAR BT+ 42 B = A T 38 52 PR 1B 17 X 146 BH
ARFE L AR AR AT+ 2 I S P AR I 2 PR AF L -
§ 6 A ES LTS
BT A
S E g R —FFE R | EERRe—FERA
> BE A BEC
15 A A 35 4 A B A 709, 303, 679. 69 20, 783, 721. 36
15 A A ] Sk 4 s R D 47 40 2, 669, 844. 99 122, 061. 75
ek - 5 HA 3 e 32 4 R E [B] 47 25, 498, 042. 56 1, 365, 481. 79
TS W R L SR 0 B sh I8 (A | |
/DPL“=7 3HA))
15 A HA AR S 4 0 AU A 686, 475, 482. 12 19, 540, 301. 32

§7 ZEBHEANCHERREREARESHAL

7.1 R&EBEAFHARESHBERNIER

AR A RAT B BN IE Y 58 e B A A ) BRI A e I L

7.2 G BENZHERTRERR ARSI WA

AR I A RAT R BN H A R e B A A R B2 2

%11 3k 12

I o



B =2 e MR B A — R IR G ROE S BT AR G 2023 458 2 R

§8 MR HEE RRNFIMMEESFR

8. 1 REMNE—BREFRAESHBMLHIE R BRI 2068 1F 5
p

8.2 B EE YR M EERGER

He B A R TR AL SRR SR A 5 BB, 2 ARSI L 5 IESF 22 5 Bk ]
R ARI S T R DA R AT T I S8 2 Sy R U, AR EANR T2 FA BRI . R
ZPERR R TTRRS ABEN ARS  H N KU R AT S . RGETERUR . BUR R
Br ke o kg AR BB SRS T EE T I N B AR AL, PR AR B B B IR T RMUBRUBCE . b
FEZFAZ 5 ISR BUE B ARG I & 50 B8 T RIS . AERCIESR A 5 Fr e s, SR &5 IRk
WARIETE T RHEUBUBCEE « AERHIESR 52 5 T 52

§9 BRAEAXHHEF

©

A BEXHFER

v IR S e R =2 e bR 0BT Ak — SR SR & R E SR BBk e B SIS A
Co 2 RO Ak — F R AR S IR R R e R E B )

(& Z ok B AU Al —F A IR & AR S B B S 1)

€ Z e R0 ok — 3 A R & RS BB A IR )

~ IR 2 BRI Al SO

[u—y

[\
v

w
/

S
7

()]

9. 2 FAHHh

HEE I AR STEE NWET S8 TR EEEAME: www. ftsfund. com,

9.3 B AR

1. WHEREERSITMHN RS EEANSREESITTE NE R E R, Il DAL Bt

2. HFFEFRE A PN www, ftsfund. com B[,

ERE 2 ESTEHRAT
20234 7 H 21 H

% 1200 3k 12



