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116 600326 i PN 22%222?;67))1 21% IE[E' 6.73 | 30,800.00 | 207,284.00
117 300082 Ba ity ZZ%ZZZiiT; 21% IE{H 7.58 | 27,200.00 | 206,176.00
118 603916 DN ?25233167215 EIE 13.24 | 15,500.00 | 205,220.00
119 000877 Rt 202346 H 21 H | 8.14 | 24,900.00 | 202,686.00
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202347 H 19 H

202346 H 27 H

120 300737 FHIF A 202347 H 11 A 9.16 | 22,000.00 | 201,520.00
121 600668 AR 4] 22%22332% 31(; E[E 11.52 | 17,300.00 | 199,296.00
122 601992 &P A 22%2233i67))1 22(1 E[EI 2.18 | 91,300.00 | 199,034.00
123 600720 AR 1L é%zzziii 1131 EIE 11.37 | 17,500.00 | 198,975.00
124 600326 VP B R 22%222?2 32(:3 EEl 6.73 | 28,800.00 | 193,824.00
125 002791 WREH T4 22%2222167% 21% IEE' 64.71 | 2,900.00 | 187,659.00
126 300737 R 7 22%223312677; 2171 E[EI 9.16 | 20,400.00 | 186,864.00
127 600449 T HEM 22%223332 21% E[EI 15.56 | 11,900.00 | 185,164.00
128 000877 Rl Zzzzzziii 21% E[El 8.14 | 22,400.00 | 182,336.00
129 002596 W E R Zz(z)zzziii 2171 E[EI 2.81 | 64,300.00 | 180,683.00
130 600293 ZWETAL i%iiii 2171 IEEI 2.64 | 67,600.00 | 178,464.00
131 002596 T T i Zzzzzziiz ?ﬂ |EE| 2.81 | 63,400.00 | 178,154.00
132 000672 UK 22%223,3?67))1 2182 IE[EI 9.13 | 19,500.00 | 178,035.00
133 600668 R 4K ] ?25233267)1251 EIE 11.52 | 15,000.00 | 172,800.00
134 600293 =S vy ?252332672251 EIE 2.64 | 62,400.00 | 164,736.00
135 600802 K Zzzzzzii})z 1131 |Ez| 4.93 | 32,300.00 | 159,239.00
136 600425 AL ?25233267213 E[E[ 4.42 | 34,900.00 | 154,258.00
137 601992 &P A ?252332671251 S 2.18 | 67,000.00 | 146,060.00
138 600425 A 22%2222677; 212 |E[£| 4.42 | 33,000.00 | 145,860.00
139 600425 AN AL Zzzzzzii})z 21% IE{H 4.42 | 33,000.00 | 145,860.00
140 300082 Loy a iy 22%223‘9,?2 313 IEEI 7.58 | 19,200.00 | 145,536.00
141 600668 S A [4] 202346 H 30 H | 11.52 | 12,500.00 | 144,000.00
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2023427 H 14 H

202346 H 26 H

142 600668 UNZE 02347 A 10 H 11.52 | 12,500.00 | 144,000.00
143 603916 DINEE i%zzziii 2182 E[E 13.24 | 10,300.00 | 136,372.00
144 601992 &P A ?252332671251 EIE[ 2.18 | 62,000.00 | 135,160.00
145 603737 AR é%zzziii 2182 EIE 65.42 | 2,000.00 | 130,840.00
146 600720 AL 22%222;%672 2171 IElzl 11.37 | 11,500.00 | 130,755.00
147 601992 G A 22%2222167% 21% IEE' 2.18 | 59,000.00 | 128,620.00
148 002302 VE R 1 22 523326722; S 7.14 | 18,000.00 | 128,520.00
149 600802 7K e é%iiiz 313 E[EI 4,93 | 25,800.00 | 127,194.00
150 600326 PR 2% 22%221?2 313 E[El 6.73 | 18,600.00 | 125,178.00
151 000012 FE3E A zz%iziii 22(1 E[EI 5.96 | 20,000.00 | 119,200.00
152 601992 AR ] i%iiii ?ﬂ IEEI 2.18 | 54,000.00 | 117,720.00
153 600425 Hing 22%22332:672 75 EEI| 4.42 | 26,000.00 | 114,920.00
154 600720 R ZZ%ZZ‘ZT;?)E 2182 IE[EI 11.37 | 10,100.00 | 114,837.00
155 002641 AT ?25233267)113 EIE 5.64 | 20,000.00 | 112,800.00
156 002596 NEAEagr b2 Zzzéziiz 212 IEH 2.81 | 39,800.00 | 111,838.00
157 002302 [iifzg:8% ?5523326712: EiE 7.14 | 15,100.00 | 107,814.00
158 600293 =Sy 22%223322677; ?ﬂ E[El 2.64 | 40,800.00 | 107,712.00
159 600326 PR % ?252332671251 E[E[ 6.73 | 15,400.00 | 103,642.00
160 000877 KLy 22%222?;67))1 21% lEla 8.14 | 12,000.00 | 97,680.00
161 000877 F Ly Zzzéziii 212 IE{H 8.14 | 12,000.00 | 97,680.00
162 300082 Loy a iy 22%2233i672 21% IEEI 7.58 | 12,300.00 | 93,234.00
163 603737 R 202346 H 26 H | 65.42 | 1,400.00 | 91,588.00
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2023427 H 10 H

202346 H 19 H

164 002791 WX RH T4 202347 3 64.71 | 1,400.00 | 90,594.00
165 300082 BT Y 22%22332% 2171 E[EI 7.58 | 11,500.00 | 87,170.00
166 300082 BT 4y ?25233267122 EIE[ 7.58 | 10,800.00 | 81,864.00
167 600425 B é%zzziii 21(‘; EIE 4.42 | 18,000.00 | 79,560.00
168 600425 TR AL 22%2233i67})2 21% EEl 4.42 | 18,000.00 | 79,560.00
169 002596 T T i Zz%iﬁig i EE 2.81 | 26,500.00 | 74,465.00
170 603916 DINELEE 22%223312677; 2171 E[EI 13.24 | 5,600.00 | 74,144.00
171 000401 HEARKIE ?25233267)11: E[E[ 7.37 | 10,000.00 | 73,700.00
172 000401 HEARKIE Zzzzzziiz 21% E[El 7.37 | 10,000.00 | 73,700.00
173 600425 Hirgt i%iiii E::, EEi 4.42 | 15,400.00 | 68,068.00
174 000401 FARIKIe é%iiii ?ﬂ IEEI 7.37 | 9,000.00 | 66,330.00
175 002302 PUER ?25233267}122 EIE 7.14 9,100.00 64,974.00
176 000935 Pa )1 X 202356 H 30 B 16.84 | 3,800.00 | 63,992.00

202347 A 14 H

. 202346 H 26 H
177 600293 = 2.64 23,600.00 62,304.00
FHM | 003427 A 10 A

. 2023446 H 26 H
178 600293 o 2.64 23,600.00 62,304.00
FHM | o347 A 10 A

. 202346 H 29 H
179 600293 =% 2.64 | 22,400.00 | 59,136.00
e -202347 A 13 H

2023 4 6 /1 26
180 | 000877 G 8.14 | 7,000.00 | 56,980.00
RIS oa3 47 101

2023 4 6 [ 26 [
181 000877 . 814 | 7.000.00 | 56980.00
O YO 47 A 10 H

‘ \ 2023 4£ 6 H 26 H
182 | 002596 AT 281 | 20,000.00 | 56,200.00
L

2023 4E 6 A 29 [
183 600425 AR 442 | 12,500.00 | 55,250.00
SR L IS £7H13H

2023 46 H 26
@1k FER26H 4.42 10,000.00 44,200.00

184 600425
f 202347 A 10

il
3

185 600425

T

FAEAL 202346 H29H | 4.42 | 10,000.00 | 44,200.00
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2023427 H 13 H

2023 4E 6 30 [
186 600425 H AR 4.42 | 10,000.00 | 44,200.00
SRR S IS £7H14H

. 2023 46 H 26 H
187 600293 =k 2.64 | 16,400.00 | 43,296.00
et 202347 H10 H

. 202346 A 26 H
188 600293 gk 2.64 16,000.00 42,240.00
THM | o347 A 10 A

2023 %6 H 26 H
189 600293 =k 2.64 | 15,600.00 | 41,184.00
e -202347 H 10 H

2023446 H 19 H
190 000935 I XN 5 16.84 2,300.00 38,732.00
PRS- 0s s 7 H 3 |

‘ : 2023 46 1 30 H
191 | 002596 | iR 2.81 | 13500.00 | 37,935.00
WHAE | 00348711 14 | |

2023 4F 6 /] 26
192 | 002506 | Mg 281 | 12,500.00 | 35125.00
WHE | 0034271 10 H

e ; 202346 H 26 H
193 000401 IR7KY 7.37 4,600.00 33,902.00
FHRAR | 0347 A 10 H

202346 H 20 H

194 000877 . 8.14 | 4,000.00 | 32,560.00
RUBD ) boste7 A4 b
. . 202346 H 19 H
195 002596 W F 281 | 11,000.00 | 30,910.00
WBRIRE a7 Ha
2023 4E 6 F 29
196 600293 — ekt FeA29H |, 11,700.00 | 30,888.00

-2023 47 H 13 H

. 202346 H 29 H
197 600293 =k 2.64 | 10,700.00 | 28,248.00
et 202347 A 13 H

‘ 2023 4 6 H 20 H
198 | 600720 % 11.37 | 2,300.00 | 26,151.00
L 22023 4E7 A 4

2023 4E 6 A 29 [
199 600425 H AR 442 | 5000.00 | 22,100.00
SRR L IS £7H13H

202346 A 29 [
200 600425 AR 442 | 5000.00 | 22,100.00
SR L IS £7H13H

202346 H 26 H
201 600425 s 442 | 5,000.00 | 22100.00
SRR ST IS #7H 10 H

2023 4 6 H 29 H
202 | 002302 Y 7.14 | 2700.00 | 19,278.00
R | a7 H 13 1

2023 4 6 [ 26 [
203 600668 it 1152 | 1,500.00 | 17,280.00
FREL ) 003 47 A 10 H

202346 H 20 H

204 600668 2 I 4 11.52 | 1,500.00 17,280.00
AR 220234E7 H 4 H
202346 H 30 H

205 000877 7N 8.14 1,700.00 13,838.00
O YO 47 F 14 H
202346 H 19 H

206 600425 FHinad 4.42 3,000.00 13,260.00
RRCE S IS £7H3H

207 002641 NIuAy 202346 26 H | 5.64 2,300.00 12,972.00
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-202347 A 10 H
202346 H7H

208 300082 B T I 7.58 1,000.00 7,580.00
R 2202347 A5 H
202346 H 21 H

209 601992 : 2.18 3,400.00 7,412.00
SefEsl -20234 7 H5H

&1t - 9,387,040.0 | 84,593,259.

0 80

6.4.13 & @i T B X R B

6.4.13.1 X Ry BB BURM AR LA

AR GR TR AR, AU A U R K e b TR A T G i R A Bt
Tl e. AEENRETIRES, FERA AN, R IEAfRE SRR, AR
Wz & ARPAIE AR IR E TR AR 117 3 2H S U IS e R AEAE AL AR IEH T SO0 R, ARG R AU 428
il 5 Ar el A BRI FREL, 18 SRR B 29 ANER R ZE ) B MK

REGHHSEHRAFTER G EREE . NIEERIFERNRE S, HHa FEA R
23 ) DR S A M B . WA R R S I, 7R AR A8 SRR TR E R A
23, g AT HEEE TR &R PSS, S HRIERT, —Zol5EtI 17 5Tat
& DI SS 0 RS R B, o m EAA R KU B ER BT XUR T B, s g IR g far, A
2. RIS LSR8, FEFESEROE RS BB B XU A RS AS: XU 28 531
R EE, e IR A w1 TR RURAE R B oo i i 0w IXURRAR 0 o XIS B R RE AR M 5 s e ¢
KoreE, FEAEE. W2, B RBEEETm AR,

A FE B R BN T <t L UG A B 7 vk 2 Bl e Mo B R o M i 24l
0B RS A B AT B 2k . A VE T AT RO AR B2 H AR, BRI 453 2 607 EELRSE 2 A0 ) 3R 1) A8 IR 467
RIS o TR E B AT RO R, ARAEACTE SRt HbR, 255 H4 W FTig A ek T HURHAE
HRRE KR A fEbR . A, HE R R, B S R A IR A R B AR TR, SIS m)
FEHOS AP RS HEAT IR A A ARG, FHE AR SE, R URHE HIE AT AR SZ (R Y

pal

6.4.13.2 15 FI XK

15 HI R S 1t 5 A E A2 5y 1R P RIAE Zpond PR IBAT B A 5T4E, BEFE SR BHIES R 2 RAT A
WL SRS BIIA RS, FEOEE B R AU AR R

B () e PENAESE Gy TN A G 0 T I RABRILHEAT T 7800 PP Aili . AR OBRAT A7 300AF
AR AT GHIFEE NARIIES T LT B FE IR E SRR AUT IR R, R SHRATA 0 R 1)
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B RS ANE K o AT AEAL 55 At AT I 22 53 ) DA BEHE S B G S A PR DT A RN S 5 0 T2 58 i
UEFF AR IUH S, A KRG DLAYE k7 02 5 R IEIE 25 A L5 il id 3277 Qe 2 w]
HAFIES, AFESRESEHASMEIFIESR A 7 B AR 50T 1 b BRI 5P A B HEN
L, AR S ZRIESR o 5] S0 A8 5 R B O EATEh AR, HAR RIS R A ml il 1 4RI 2K
SR A, BT REMEAR N, AEBATIRI RNY T AT 58 5 I3ANAE Gyt A48 F VPAl F 0t
R A2 #1777 TR T PR DAL iAH LA A5 T XU o

ARG S E NN 15 AR SRR, Gl e B i S F S PR P 1 2 R AT
NBOE PR, ELEIE S ot AU XU <

1202346 H 30 H, AK:4&RrA(EHZEMI7 A9 0.00%(2022 4 12 H 31 H: 0.00%).

6.4.13.3 AIPERK

TAN PR T R AR AT 5 SR 0 1 LS5 IS 3B 2 B A Rk KU o AR e s P2 X
Kok BB GRRAER, BT BREEE, SECARFEGAELL N e SR, Bk
BT A, AT 3 s < 45 5 45 WAL A 28 A R T80 A PR DAL o

T 2023 4 06 H 30 H, AH: A48 14 < il £ )5 20 205€ 20 H 58— A H DOA BAT
S, AT ] e A (1S ) JE e BT H HANTHE,, PRI TR BRI A AT I & 20 20 0

=]

il

i

6.4.13.3.1 REHI N AR SH &= IR XU 2T

A B e B BN AR g R R b A 418 (AT SRR UETR 0BT BB ia F B AN ) S (A
TE AP IR Z7 4% B Um0 1 XSS B 0 ) S5V ) B SR A Jie 4 4 5 B 72 1) it 8l P PR
ATRERE, ST USSR R T AR SR AL S O R AR RS, VU A2 IR R 5E A L 5] DA
LA AEFEIN 18] A AR BLRE T ISR SR RSl VERR AREEAT 35 SR ML A0 73 Ao

I GRS IR AEUE AL 5 B BT, HRIN A AT (A FNE 3558 5, 800 R 37
B SZ IR B H LS S ILE 6.4.12. thAb, ARG mTiE Sz th B e = 7 N
B E RO A TR, H IR — AN B SR M R R A M E . RS TR T
TN S IR B8 77 (R T & T AR 4 B8 HE 1 15%.

[FJRF , S e ) < B NGB L S B 3 B [ 22 5 OB H 552 5 0 T RO SR B2, 2R 508
JEIUIRAZ Gooxod T B SR BEAS BE ) SATHF KA AT S R S5 A% OE N BT, DA K
XS ANRI I AE 5 %of TSI i A S 0 P8 A P AT ) 25 YA RE S5 Tt ™ et T A < DA 5108 ] DO 52 5 ()7 51
PR AN ZE 5 5 TR ok, AT SIS BN AT 1 308 1] A 5 Jo 40t 5 B . AR o 4!

(&

IE
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it PR B U E ST AR KOs RS M I S5 s ) DU IR 9045 (B 22 3l AR DRSSt 4 2 Fo i (BTS2
W IHE SRS ™ i b IR M 2 DA ) HeAt BN 5 0 T R [R5 i, A%
ST R T SR e TR 2405 RO BT FELORF— 2

6.4.13.4 T X
73 R B I S T R 4 i T EL A2 Fo A AR SIE 437 2 DR I AR T 375 4% 2 s IR 32 7R 3
KA RS, ALRE R XU« A RS ART e Ath A% XU o

6.4.13.4.1 Fll R KK

) 2 AR G R T LI A o B BRI 6 I 2 T R AR i R A S (R . R S Uk
el TR BT T T AR BT SO s ET B US:,  H Esl R A e it TR i
AN TR B 45 PRORAE 11737 )28 B8 IS 0T AR SR <53t M) () JRURE o A T P < TN S 0)
A B ST PR R ZR UM E SR AT I 4%, IFIE I PR A 1 A S T 00T ) 2 XU gk A7
o AIEGRA SRR IR 7 SR B A R A AT R, BRI TEG BN A E R S I 6
TEAEAR KRR E EROSL T i 22384l AR R BRI 2R B0 R P 1 B IRATAR AR, AR ORAIE
& RGN 5.

6.4.13.4.1.1 F ==& KUK 0
Az AT
AHAAR
20234E6 A 30 H
wre
BRATAEK 10,768,588.59 1 1 {10,768,588.59
i R D 935,264.78 . 1 { 935,264.78
T HARIES 472,355.65 1 1 { 472,355.65
N e 994,751,402.0
A oy M 4 Rl B - . 4 994,751,402.01
IR S - 1 1 541,784.14  541,784.14
YRS ) - . 1 470,158.00  470,158.00
HoAth %t 7= - . 1 62,769.60 62,769.60
o 1,008,002,322
HrE R 12,176,209.02 - { 995,826,113.75
Wik

2 46

=
H

N

=il

\64

~



[ 8 HPIE AR UM RIS 5 BT GRIE BUIE S 4 BT 2 & 2023 4F iR s

NAHE H K - 79,118.32) 79,118.32
A TN R T - 386,371.77  386,371.77
MNATHEE B - 77,274.34 77,274.34
A - 4,382.05 4,382.05
HoAth 71 £5 - 3,387,221.84 3,387,221.84
3,934,368.3
UikT s - 3,934,368.32
2
R 2R AR B 11 12,176,209.02 991,891,745.431,004,067,954
45
R
2022 %12 A 31 14EPIA At &t
H
i
AT K 4,339,201.08 { 4,339,201.08
i e D 581,337.65 { 581,337.65
7 HARIE S 338,704.50 { 338,704.50
N e 741,814,700.1
T o M R = - 741,814,700.12 )
VIS - 554,484.79  554,484.79
HiAh %5 7= - 40,177.76 40,177.76
o 747,668,605.9
HrE Rt 5,259,243.23 742,409,362.67
0
1 £5t
AT FE N T - 351,410.45 351,410.45
MNATFEE o - 70,282.05 70,282.05
N A B - 3,636.05 3,636.05
oAt 471 52 - 2,432,812.83 | 2,432,812.83
st - 2,858,141.38 2,858,141.38
744,810,464.5
| 2R B P e 1 5,259,243.23 739,551,221.29
2

T RIS ARG B KK HE, FHFM G2 ME A EHE O H sl 11 H 2,

RH T LK,

6.4.13.4.1.2 Fl| 2= XU Uk k43 p

T 20234 6 H 30 H, AFEE 6 158 5 M 7744

[ENSR- =Rk

47 Tk 64

P2 H EEf 79 0.00%(2022
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12 H 31 H: 0.00%) , K IEiimA R8s % T A% 4 550 o K (2022 4F 12 A 31 H:
M) .

6.4.13.4.2 SMCR &
AN R 48 4 b T B 2 Fe M B AR B 40t B DR ANV SR AR B R A S shity U o A 4
(K FTA %= A AN R i, IR TE B AN XU

6.4.13.4.3 oAt AfAE KUK

FUABAN A UK 2 T BT 5 < TR B SO ANMBL B SR e At IR Tz A AN AN 2R LA S
T I A& R R AR B TR AR B IR ARG . AN 4 E B BT T BT a8 5 HIESR, P I A A A 4% X
WS R T BANMIE SR R AT AR E B &8 1 DU SR R E TR R, AT RERYR TR 27 T 7 A s (O 5
M) o

AR < BT AL 0 B AR LA A AR XSG, ™ R T e < ] mhoxe % B 4L 5 B B 5K
BATHESACE . BeAh, ARSI E NG H AR EES B IIE SR A% STt itz , s £
e BV AT UG &, L HG VaR(Value at Risk)FE b5 Skl A 35 4 TG FOvE 2E 40 4% XU
SIS ] SE b XURSE BEAT BRI A2 i o

6.4.13.4.3.1 HABHAE XKL O
SERnL: NRMoT
ES RS RAEEER
2023 46 4 30 H 2022 412 F1 31 H
| i 4 i L4 e
N FME e N RME Rl
il (%) (%)
741,814,700.1
A Gy VA R BT 7 — IREER AR 994,751,402.01 99.07 , 99.60

A2 Gy VE G R B 7 — B R - -
A2 Gk Bt — S SR A - -
TR R B — BUIERR 5% - -
HAth - -

fann 994,751,402.01 99.07 | 741,814,700.1 99.60

28 48 T1 4t 64 11
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6.4.13.4.3.2 FLAth s XU ) BBURR At 4

fBeix Bl 2t LB R HEA T A T 378 AR
X AU R HIE T AR
oM (AL ANIRMTI
AH I R A% £ AR B PN g 3 AR
baxils
202346 H 30 H 2022 £ 12 A1 31 H
A G b R i -t 5% Wy 4,932 N 3,672
A& L HE R % 5% /Y] 4,932 /%) 3,672

6.4.14 A RHE
6.4.14.1 &R TR ARMETERHIE

N RHHETTEERIURAIZR, B A R OME TR BRI S B 2 O N E TR R AR

JRIRRSE

BRI MR B G R T  ERG R R
BRI BRE RUCRMA BSOS B B AR B R P A
IR MRB B A T S5 A E -

6.4.14.2 FEEFI LA RYHETF ERN SR TR
6.4.14.2.1 £ EXR &M TAKRA RME

Bpr. NRMIT
\ A LAREER
NV IR IERA Rt S At ) =3¢
2023 426 H 30 H 2022412 H 31 H

FH—EIR 993,698,907.20 740,137,239.57
oy =3¢ 287,979.98 -
FHZFEIR 764,514.83 1,677,460.55

&1t 994,751,402.01 741,814,700.12

6.4.14.2.2 /A SHHE BT IR/ K] FE K323
A3 4 L3 B0 = U RV e R A HOA A A TR IR T AR B e

X FUEZFAE S B B RIBER AN G55, A ML E ORISR 52 55 AN R (B Bk A5 N R 22 5 A
TER)s BJE TAR AT RAT O, G AR THEMH 25 KR ISR HYIE] . 22 5 Ak a) K
BB JUITRRE AR S SRR T3 B 28 SCOTELSUNER — 2 UG FFAR A BT B SR AOAN RS A ELXS
TR FROMERIIRERE , AR RT3 2 S OB B 57— SRR SR = SR K
6.4.14.3 JERPEEHI DA AMETT B IER T A K
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F2023 46 H 30 H, AIEERFFHIERSHLLA FOME TR A4 mit 77 (2022 45 12 A 31 H:
).
6.4.14.4 A LA UHE THER SR TR R R 3

ANCAA Fe M B v R 4 Rl P A0 445t 2 B MSGR IR oA il A5, UK TN S A fe i

EAZER N

6.4.15 A B T BRI 30T & THIRER TR B UL B I F AT

(1) H:4 Il

12023 EAPRAERE, AHE G S A B AU 1,824,316,996.89 T, P EELIEE
A HIER 1,028,907,048.34 JTAILABIGE: SCATHIEER 795,409,948.55 TG (2022 L4ERE, ARAE4:
HA UL G AR B A SEIA) 946,237,246.07 76, HorP G LIRS ST I H R 527,882,646.40 T Al

PLIN 4 SZASH R FRI 2R 418,354,599.67 J6) .

(2) BrEEeHIEA, BB R H ARG e 2 B A A 5 2000
7 BREHAGHSE

7.1 BIRESFH G

SRR AR
E: st ongiilad
7 (%)

1 L7 % 994,751,402.01 98.69

Fes | BiH A

Horr: S 994,751,402.01 98.69
2 R R - -
3 ] WAL i 4% % ; ]
Horp: it - -
B SCRHIESR - -
4 eI ks g - -
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