7% LR 300 32 5 BT G IR BOIESF 3L
B
2023 £E55 3 2

\7U

B 5

2023 4£9 A 30 H

HEEEN: BLESETEFRAF
HETEEN: PRHBITROBRAF
WEXHHE: 2023410 H 24 B



3% LY IR 300ETF2023 455 3 ZEEF

§1 EERR

R EHANWEE S MEF AR ra AR BOCE. R FUEFRIR B KN,
TR LN BRI FSENE L AERR AN T8 A ARAE AN ol B 54T

FEFE N EHAT R A IR A FREA S G S FPE, T 2023 £ 10 [ 20 HEK T ARE
I G AR I ERIA R A GG EAN R, RERZNAE N ERICE. RSERRE K

B -

S G B BN R ARSI B ST SR U BRI P2 e B, (HANRAESE e B A
R AW SO AR IRRERI . B, B0 5 R AR B R A B A 2 I 1A

e S AN AR LR

A IS TR RS H 1.
A RAE 2023 4F 07 A 01 HAZZE 2023 4F 09 A 30 H ik,

§2 ZE&T= MR
4 TRIR 5% J2Y R 300ETR
N TR PR 300ETF
H 4 ARG 159919
SeaiafE A 5 B
FEaE AR 201245 H 7 H

0T IR I A7 A A

8, 152, 416, 676. 00 17

BB H AR

AIE G AT RGBT, KR EREAAR TR EL, JE SRR 125 12
AR R 1R 22 1) e /ME o

BB MG

ARSI RS A R AL B 58 242 AR I 18 A0 B A IRE A A S HLA
P B e R AR AL, IR AR 1 T B0 BB S A L (R A s kAT
FARL AR, (HAERARIRIE L Cninsh MER D S EORIE RS R S
ISR, B PO L R PR A JE i 5 B 2 R B SR i, ik e 2
IR R IR I H A AR B B8 AR 2 BB I BT A, LA B B
PRIGIEECI H 1o FE IR TSRO0 T, Ak H P RRER (i 25 5 PR 26 %
AL 0. 2%, FALBREARZAGIL 2%, WERIFR A5 K ) U
0 Bl A R 2 R B 120 A R R 2 e 1 Y L D, R P
R E G A 8 e PR ER IR ZE 1 — 2D K o A S G T BBt Jid i 1 B
AN A 28 A [EAIE I 2 SR VFROATAE Gl it IR, BUIE AR Hopt 5
PRITTE B BRI TR RO e 5 L B ISR AT AE TR A
P SR AR RS B B A SN, A IR BN H (Y, 1 B R
ENVERF . S IE BRI AR I B 5 2 o AHE G 4R T4 10 B AT AT
TEM, FRRBER B A ISR B 5E 5 A FER R IR 22, T8 B4 AR
PREFEECA H B o X TAFFE RSB, A SR AR AT T 12tk L
ML E PR T ATE B M AR AS & 107 3 e B BB S A

o2k 4l




FESZURE 300ETF2023 4E45 3 ER IR

[IR(EE e P

b & b A R TR 300 FEEL

DB YA i 45 AR ARG M AT R G, AR 2 UG AN U i 2 s TR B T
S B REG . KITMiTgHEE . ARG HIREI RS, WahiR
PREITEERIL, A SARITE B SR R B AR BSR4
AL 8T DX AL 2 R AL

HEEFHEA RIS E AR AR

EEEA H EERAT B AT R A )

§3 L EM FHtrE S ERI

3.1 TEMEIR

fr: AR

E BN SRR

AR (202347 A 1 H-2023 49 A 30 H)

1 A L SEI I A

110, 115, 937. 91

2. YA

-1, 074, 076, 369. 22

3. AT £2) 38 4 47 A HH A ) -0. 1617
4. BRI & %7 il 31, 216, 785, 682. 49
5. WKL S A E 3. 8291

e (D) A ISR 2 e AR RO . BB iia .

HAtle N AN 2 et A2 s i)

FHERAR < 37 RTAME IR A5 % Ja (AR A0 AS A D9 A s pliieas in EASS 2 se AR it -
(2) ERHENSHFARANEIERAT NN EAZ 5 3 & AT, TG SERRi e KT 21

ToEey

3.2 & FERI

3.2. 1 ZESMBUHER KR K H 5 RIS L BE A e 2 1 H g

‘ Vb g s L
FEMBRR | IPEMRR | SR | -
i B - ‘ HlREER | O—0 @—@
® WEZR | HIEEG i
HE®

HE=AH -3. 05% 0. 91% -3, 98% 0. 91% 0. 93% 0. 00%
I ESNH —7. 04% 0. 87% -8. 92% 0. 87% 1. 88Y% 0. 00%
k4 ~1. 08% 0. 99% -3. 03% 0. 99% 1. 95% 0. 00%
SR e = -15. 32% 1. 13% -19. 57% 1. 13% 4. 25% 0. 00%
ok AR 16. 57% 1. 25% 7. 29% 1. 25% 9. 28% 0. 00%
H¥E4& 5 70. 24% 1. 38% 35. 85% 1. 39% 34. 39% -0. 01%

Fo3u 3 147




3% IR 300ETF2023 458 3 FEE

LR E S

3.2.2 BES A FAMUNRES RIHFER K ERERZ R HE RSB R
RABF KR

B SLIF R300ETF R it i (E 3 K R 5 [ 3 b 4% bt B v s R g9 b 58 =B S oot L B
(20124£05507H Z 2023409530H)

160.00%
140.00%
120.00%
100.00%
80.00%
60.00%
40.00%
20.00%
0.00%
-20.00%

E: ERESFEAHEZFUHBNAE, AREARES

;%:

2012-05-07
2012-12-12

o
o~
o
2
3
&~

2014-09-30
I 2015-05-07

2016-07-18
2017-02-22

*2015-12-12

2018-12-11

2019-07-18
2020—02—22
2020—09—28
2021-05-05
2021-12-10
2023-09-30

2022-07-17
2023-02-21

“tﬂll

[=}]
—
P~
(=]
e
—
=
™~
J—‘-r
% )

FIF300ETF EHgEIERE —

iﬂﬂll
i 2017-09-29

I 300ETF Bt I i = |

I AR 35 i 1 4% 5 P T B L A8
3. 3 HAhiktz

T

HHEEFLE,

FAZEE 3 MHNEEH, @elginR

§4 EHEARE
4.1 RE&ELE (RESLIEN)
EARREE RS LI F25 M0l "
RE RS e | mERm| R ke
N
?0(/));7; jifq BT HR T TA 73 R B A LA )
2 (LOF) (IA-Clarington Investments Inc ). &
S ARG A AT (Franklin
it [500ETF. 3 2016 1 H 5 B 17 45 Templeton Investments Corp.). 2007
S . i 6 HIARS G AR A o
500ETF B ARHRTF 77 b EE S ¥R BB, BiALTe
A RS2 H, LA, BEESNL
i = She
gy Bt gk
PIRGE
ETF &

=
P
=
=



3% IR 300ETF2023 4E4 3 FRPE AR,

SR
23

AL
SR

300ETF Bt
2 (LOF) .
F& Sk
F BT
ETF. 5552
B E
ASOETF B
B L E
i e

ASOETF . 3%
SEE AR
e iE B4
Gried

(LOF). %
SE A
Hrksh

ETF. 3552

A% \ -
i;éﬁ 2009 FEMAZLEESEHFRAF, &
X e o |20214E9 H 24 ATEFEEAR T TP HE 71 I AR PR B %
XIS |42 | 52 5 - 45 | g P
i H T TN . ML A, B HE S Mol BT
=

4% ETF Mo [ £ .
UAS

e JE s
HEE A
SRIEREN S
¥ 30ETF
(QDID).
F SR
Fe A A
Yl 5y

50ETF. 3%
Sy TA
7% 100ETF
R IR
(QDID).
7 S HHIE
ity 2 %
Yl 5y

50ETF &
IR 3%
SepE AT




3% LY IR 300ETF2023 455 3 ZEEF

wIECR
QDI
R SLEAE
=T PR fE
faHUk
AQDID),
7 SEHIE
AR H
L2 R AL
R
SEHIE E
B AT
BV

ETF 34
Z

e (D BERESLHE EREN MEEEFEANH, WERIEEERe2MEr TR
H” $RARYE 2 5] e i AR B YT “ SR F0 SR 2 =] R i (s H 400
(2) EZFMLATE SCE AT P2 RAE

4.2 HE ARG A FEEB/E BT EH KU

AN, AREGEHNHEEME T GEFE). GEFRBEHEGR) LRI EEN. GF
SEYIR 300 A2 5 BT I AR BOIE T R R R g i A A AEARAR SR ERE RO IE , AB SEE
HIS B 5T i S A BEAE 2R 877, A5 AR P R 2Rt B, DA iR AR B
KHFIZ . AFREGIEEE R SA RFEENAE G S R RE ML e, T HE SR ERa AR
AT

03

4.3 ARG ETUHA

4.3. 1 AP G ERPATIENR

REHIN, BEEEEATRRITIFIS 2 GEFEVR A B A R AT A S HIET SR
NFNIAFAE G, ST G T B B AR MO R, R R E R %
BRI SR s T T A A T IS 38 536 20 5 Ve BBl ) %250 5 PR P 58 5 AT 400
PR IR FRSEIR G, IR P42 5 SN ) SeBl; i 1T RGAI T #4577 ik
THEME, AT TR TE BR A A

4.3.2 RERX TN ETUH
WEIA, AFRE NI AREAESELH I AIEN S, R H RIS 5 AR ) 5

A3 Sy B iZAE R 4 H A &= 10 5%, &1t 2 IR, I NANEFE 4 20 3 F1 1K) 2H & 1R) DRI 4% 6% SR s
Foeu I 147



3% LY IR 300ETF2023 455 3 ZEEF

AFTTR LRSS RRIAS V585 AR S AT A -

4. 4 W& HA N F S BB RIS RIE/E 2

A A BRERER 300 $5%L, YA 300 FeEh B AEINES: g K. BITELE 300
PUREEA R, rer e B A i b SRR IR R I . AR G 1 R P AL 2 1 SR S
2 B AR SR LB L R BREEAR IO TR A, S EE SR W H

=, BEAE 8 H RS L EE KRSl PMI B [l g ) 2 I B 1 [ R R S5l PMIT [l v
ERRGLUAT, Bl E s K G Boa FA R, BLRTwE S IRS R e BRE I S IF
RIS, SR 5 T B ELAR 7 i IO 5 T4 3 25 5 45 /KPR IR B T, Bt 1 RIS KF
EERETNA AR . EAT7H, BAEH PR goREIR S eahiily, ARMIEE
AJE, SN, (AR R R K EOR R, 8 ALl e B . AL Z AT
F&REAE I LF, 29 AfliEdl PMT SR 25 5k, ARg5 A PUT b fE%EEE 5 AN H k3%, E
RSy ANV ST S 2N

RIRE N, A4 HIIRERRZN 0. 04%, FALIREFRZEN 0. 59%. & FEZE R H
YRR EFR Z AL 0. 2% R -

4.5 MEHAE SR SR
BB WUORA TSR HIAEN 3. 8291 JT; AR TS WIS AL E G K3 N-3. 06%, M5t
P RN 22 5 -3 98%.

4.6 RE AR ERE ANBEE ST ETE Y
o

§5 WBEAGRE

5. 1 REBIRESH=HEHMR
e it H &8 ) A BB (%)
1| Bt 31, 053, 873, 233. 88 99. 40
Horp: ISR 31, 053, 873, 233. 88 99. 40
FEGHTE - -
[ 72 UL 2 $5 - -
Hr: gz - -
B FFUESR - -

SR -97, 753. 42 -0. 00!




FESZURE 300ETF2023 4E45 3 ER IR

Horbre S AT ) SN IR 5 4 i % - |
FZ
T | AT ARG HE A 61 76, 846, 529. 68 0.25
8 | HAth#x/~ 109, 158, 884. 21 0.35
9 | &it 31, 239, 780, 894. 35 100. 00
1 IR SR B RAME B & nl IR B AR O (38 AE ;2. J R BiusE 27 A Il 55 B A BIE S5
2 RE N 939, 007, 293. 00 7T, HIEE S IFERIELEIN 3. 01%.
5. 2 MEHRBITVW AR ERRHE
5.2. 1 MEHRIEHBZZTLERPBEAREREAES
hG eS| ARME ) i 3 4 0 P v A LR A (%)
ARy AR HR. DR 333, 062, 767. 93 1. 07
B RAM 1, 310, 704, 360. 96 4. 20
C  [HiEMk 17, 090, 732, 618. 60 54. 75
D 7. R KA =R
D 936, 762, 017. 97 3. 00
/f/\}_.AJ_k
| DR = |4 707, 765, 119. 69 2.27
F o LR EE 97, 729, 505. 92 0.31
G plidiskn. SAEAIHEENY 969, 689, 672. 19 3. 11
H o fEmEFERL 29, 388, 160. 00 0. 09
= B ALy B =ZHHAR
[ [ER RS B 1,381,068, 503. 73 4.42
B4
J Rl 6, 801,901, 838. 88 21. 79
K |k 466, 461, 095. 09 1. 49
L [FSTRIRE 5 RSk 300, 547, 349. 83 0. 96
M [ RRAR TR AR AR 55 409, 582, 796. 76 1.31
N KA SRR LB F - -
0 [ ERARS B HAD AR S - -
P HAH - -
Q [Pt TE 177,191, 591. 31 0. 57
R k. BRI FR 36, 226, 183. 75 0.12
S 4GE - -
A1t 31, 048, 813, 582. 61 99. 46
5.2. 2 MEHARBRBEZTLRRBARERERHES
v AT ME 25 ARME GO o 3 &R P I E LU 1] (%)
A RS R B Dk -
B R | _
C [Hl&Ek 4,511, 667. 15 0.01
D BT 7 PR SoKAE P2
(A4 33, 563. 97 0. 00
E @5 8, 671. 84 0. 00

=
ps




FESZURE 300ETF2023 4E45 3 ER IR

R FIZ

131, 674. 99

0.00

SLiE s A REAEEEDL

31 A Ol

& EAEH S BAEAE BEARIR
S5k

283, 361. 34

Rl

i =l

R BRI 7 55 I 55l

BEABE TR 55k

32, 809. 24

KA PR 23 FE i i P

21, 328. 38

i R RS A A FL A R 550

HoE

DA RIS T AR

21, 185. 46

S AR H AR AR L

| "o |v|o|IZ2I=2|10 1N |YH

LR

it

5,044, 262. 33

5. 2. 3 MEHRBATI A RABRBER TR EREAHE

T

5. 3 BRI A FAMME o FE B HE LU R/ HE T B R R B B B A

5. 3. 1 REMIRIBPIF A RME SES R HFEHEIRPHEF T2 BRER

A4

e | REARS | BREAR ([ BE B | ARNE O | HEETSEEIE] (9
1 600519 FMF G 1,074, 142 1,931, 898, 094. 10 6. 19
2 300750 THE AR 4,510,944 915, 856, 960. 32 2.93
3 601318 SRS 18,525, 772| 894, 794, 787. 60 2.87
4 600036 FARRAT 21,166,769 697, 868, 373. 93 2.24
5 000858 TR W 3,319, 156| 518, 120, 251. 60 1.66
6 000333 EE 8,406, 340| 466, 383, 743. 20 1. 49
7 601166 MAVARLT 24, 869, 386| 405, 122, 297. 94 1. 30
8 600900 KITH A 16, 738,044 372, 254, 098. 56 1.19
9 002594 Eb I itk 1,550,426 366, 985, 834. 20 1.18
10 600030 R EIESR 16,691,916/ 361, 546, 900. 56 1.16

5. 3. 2 MEHIRPBIRIE 1 A OB 5 E S 7™ 8 HL B NER P AT 48 B

g

e | REMAR | BRESK ([ BE B | ARNE o) | HEESESEEIE] (9D
1 688347 BRI A\ ] 57, 825 2,537, 361. 00 0.01
2 301559 AR IR 13, 144 318, 347. 68 0. 00
3 688249 i 7, 405 122, 700. 85 0. 00

Foom 3 o147



3% IR 300ETF2023 458 3 FEE

4 688657 IR A 1,008 104, 227. 20 0. 00
688563 WM Ay 1,501 87, 568. 34 0. 00
5. 4 REARIZMRSF M RO RFREHS
To
5.5 MEBIRIEA AME HEE T = RE LH K/ HEF BT L2 s B A 4
Tco
5. 6 R EHARIZA SO E GBS B = 3HE LB R/ EER IR T8 B 7= S RRESS 3
BH 4
Tco
5. 7T |EMARIZEA A E SEE T F=IHE A RX/NNEFR T L4 RSB HA
To
5. 8 MEHIRIZA AME 5 EE T =18 E LB K/ N HEF I BT 72 BUIE S B B 40
Tco
5.9 MEMRAEESHHHIRBARZ G B OUEH
5.9. 1 |EFRETEST TR BRI M4 25 B 40
v A [FeE CGE/S)| A4HE ) 'gﬁﬁﬁﬁﬁ RS 15 B
1F2310 1F2310 124]137, 699, 520. 00| -1, 298, 520. 00 -
wRMERE AT O -1, 298, 520. 00
e Ae b A (o) -3,918, 013. 53
e Ae BT R A A R IMEAES) (6 -1, 501, 020. 00

5.9. 2 AEEGER RIS KB B BUOR

AIEE I IREOIE G, T ERRAR O TR BURAR AN S AR B A B B I BORAAR
PE R RIE BN, DPEMREDN H I, BRI LSRR BRI 5 4. AT
THRRHRBON IR BT ISR 152, H A7 T 2 2k H W IR R 2, A Mot iRish it
B, SCHLERERbR AFE BB H AR

IR T BRI, X G BRI RAR AN, JRRFA B E BT BRI BT H AR .

5. 10 MEHRERE SR E W E R KA S B H
5. 10. 1 Z<3H H R R BE BUR

o100 4k 14

=




3% IR 300ETF2023 458 3 FEE

T

5. 10. 2 ] FHRAE G F 1 E 63 12315 S 157 B4
o

5. 10. 3 A3 H G LB E PPN
T

5. 11 HBRHAESWME MHE

5.11. 1 AEGHRH AT B IEF K RT EEAP LT BB E TR AE, K
EREmE HT—FEAZBATHER . LHRER

AR GHBHIRT T AT R RAT B, Ho, SEEAT IR A IR AR XOlARTT Bt A IR
WA SRS B AT R 2 R B BLAE AR 5 G ) A — £ P 2 B AT A T8 ST e/ AL T 1
Ul

AT N IR AR PR AT UESF I BT O SRR e A5 5 2 ) B0 08 A B ) L PR AR SR IE

5.11. 2 ZER BN TR RERTEHES S RAME N EIEREE
A G IR T AR, B 2 B RIUE ) 2 e B R I 2 A RS

5.11. 3 HARBE =R,

e B S & G

1 17 HARIE S 18, 583, 649. 82
2 |NBGERIERE K 89, 834, 496. 02
3 B 79, 628. 00
4 RICRLE -
5 |BUSHIIEEK -
6 ARG 661, 110. 37
[ -
8 |&it 109, 158, 884. 21

5.11. 4 EFIRIFH KA T H I HA B PT 3 #5727 B 4
T

5. 11. 5 HEHRET 4 R =P A EREZ R LA A
5.11.5.1 I EHARIE B F 5142 I B AR A7 AR 08 52 BB 1% 1 P U B

=
(@
i

LI 52 R AR 73 R 23| oy ik G B 7 14 | LI S PR DL 1

Fre | IREARY W ZR A4 R i G | EHE (% !

%11 3k 140



3% IR 300ETF2023 458 3 FEE

1 000858 TR W 2,997, 120. 00 0. 01| e mbiE B ES
601166 MAVARAT 1, 503, 567. 00 0. 00 %% i H & ES
600900 KiTH ) 958, 544. 00 0. 00| F&HbE HfEIES

5.11.5.2 IR SRR B B L4 R A FETIE R 18 OB U B

\ WMIEZ RSN | HESEF | WIEZIRER

75 % ZEARAG Ji% 52 44 B \
oE o) BB (%) 1 BH
1 688347 /N 2,537,361.00 0.01 BT B e
2 301559 A E} 286, 498. 38 0.00] FrkALm
2 301559 rREE IR 31, 849. 30 0. 00 R E
3 688249 B K 122, 700. 85 0.00 T e
4 688657 W R A 93, 783. 80 0.00 FikALT
4 688657 W R A 10, 443. 40 0. 00 B
5 688563 HRE A7 87, 568. 34 0. 00 BB e
5. 11. 6 F A EHE MER HAD /R 5
T
§6 IR E S ML F LS
AL

I ST < 3 A0 A

5,347,116, 676. 00

T 91300 1) 5 < A A

2, 968, 200, 000. 00

el T ) B < R ] 5

162, 900, 000. 00

T Y1300 ) 5 < 5 0 AR SR A (4 A

UL =T 3D

T YIS R < UL 0

8,152, 416, 676. 00

§7 H&EHABHER R ERRELEESHR

7.1 RSEEAFH AR SHBERNIER

Teo

7.2 ZGBENZHER RSB R RS 5 WA

T

§8 B R EH RN HMEERFL

8. 1 EMIN BB R EFEESHFLHIXBIEGET 205591550

45 I R S T R L s AR S
v | Bake|  ww | Wl | g BHGH |

%1200 3k 14T



3% LY IR 300ETF2023 455 3 ZEEF

|5 | tra k) 1y % %0 14
] ot (%)
il Bt 20%F)

i [ [XC [
%é 2023-07-0
gi 1 1 & |2,378,289,841. 0|3, 758, 889, 841. 0|3, 549, 715, 987. 0|2, 587, 463, 695. 0| 31. 7

2023-09-3 0 0 0 o 4
G

0
7= AR R

RN AT G B TR BBTE A G HOA R B 20015 DL

ARRAIE IR B E AU FE S rhREm], S8 BN AT RETCIR S AR BB 587, W RE
X AR ™ A — R BURE R W 5 D0 T RE 51 Ak e OB XSS, A A 45 e [m] B HeE 2%
SCATIERIGERI ;A5 A% 0% 2 ELARURE o] Jim A ik g 48 60 > TAF H HH B S0 Ak A1 N HCRE AN
200 N\ B3 G5 @HEAR T 5000 J3 7T, 3T RE I 3 Hea A 7 el 5 KA 5 6 & F aiE 40k

HEHFEHE.

§9 ZFEXFEZ

9.1 FEXHHER
(1) FEIE M 2 HEHE 52 500 TR 300 22 5 BT R A8 B 757 35 58 0 e 53 4R 1A S0
(2)  (GESEPIR 300 22 5 RIFIRBUER BT e & A H)
(3)  (HESEUIR 300 22 5 BT BAIR B R RS E W)
(4> CGESEPIR 300 52 5 RIS ATE i)
(5) FEEEHNN G TSI ELIIE,
(6) R 75 A 52 S 300 52 5 BT TR R BOIE 7 1558 35 8 2 1 1) 4% LA

9. 2 I
AL ST SR X 22 [ | DA 21 Bt nt E FRIE SR 26 C RS Rk 127 2 35 Sk 4 /s T A R4 7

9.3 EHHR

(1) PiEarify: AR a4 T/EH 8:30-11:30, 13:00-17:30, #HEH A2 &P, Haf
1% LAY S ENE

(2) MubAEd): JEEGETAMYE: http://www. jsfund. cn
B E XS ARG WA B, ATE ARG G I e B IR A, B 400-600-8800,

8¢ & E-mail:service@jsfund. cn.

o137 4k 14

=




3% IR 300ETF2023 458 3 FEE

REEGEEARAF
2023 #£ 10 H 24 H

14

Dz

14 11



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


