2EMMREEERGHEIESRERES
2023 58 3 R

2023 %9 A 30 H

HEEBFHAN: BEEEFEEFRIFAEAH
EEEBEN: PEAKRBITROBRBAF
WEXEHHE: 2023410 H 24 H



A SLA R E G B R A 2023 fR5S 3 PR

§1 EEFRR

R EHANNEE S MEF AR R AR BOCE. R FIEMRIR B KR,

TR LA BRI FLSEE L AR PR AN T8 A ARAE AN i B

.

i
FEFE N EDERIRAT B A IR A FIRE AR & S FIME, T 2023 4210 H 20 HE&Z TA
WE I S5 Iahs . IFERIMBRAGIREFNE, REERABAFAEREBICE. = TFIER

TR B BRI -

Fe e E R LRSS S B T i S5 8 BT IS 2k e 507, (EAARIESE & .
FE R WSUFARIAREIL . RN, BT AR BB SR NAT 40 B A

B AR R
AR M 55 SRR A

A RAE 2023 4F 7 A 1 HiA£ZE 9 H 30 H ik,

§ 2 HE7= MmN

He 4 TR AF LR RIS AL B R A

R4 ARG 002378

Y (SR LT

R4ERAMH 201842 H 10 H

35 AR I & A0 A 37, 867, 189. 84 {4

% Hbs AFE 4 H E NN, shAHECE KRR, [Frb@ET
GELRNIESRIE R, TR 8@ m T T, dEeRkIE4e
BEPE A R g A

LR SRS KRG RIFFREEENI TR, 7555 R B
TG AR AR A LA -, SIS
KRBT RCE L], R ™ e riE i s
B E SR XA A, e A L FATE Mk
LG DN FFIRTIRNE, 75T i B AIE S
RN E T B SI R A OE A

b & L S v ARFE SV SR EL IR UHE A 65% X IR 300 FE I 25 Z+35%
X i s Al FeEl .

PSS 2 R AE AEEIREG TS, HAUAES S AR KT = T
S SR mmnEe, KTRENES, BT+
e TS 2 R TR XU 7P () 4% %

REEEHEA BERSEHARTEAA

HEEFEEN B RERAT It A IR A #

N R P A R

EELFRERERES A | BELFRELERE C

B R FE L 5 Y

002378 017194

5 A J 0 Gk < R 4y L

37, 829, 275. 08 43 37,914. 76 11

%200 k11|




LR RIE R B IR A 2023 45 3 TG

§ 3 EEMFIIAMESIHERI

3.1 EEMEIR

Bhr: ARt
. e A (202347 A 1 H-20234£9 A 30 H)
S AR ERERS A | BB AERERS C
L AR s Bk i -5, 208, 378. 41 —4, 577. 22
2. 2% BF -10, 556, 878. 54 -8, 906. 03
3. ALY 3515 4 A B A R -0. 2748 -0. 2683
4. AR B 4 5 1 65, 304, 022. 11 65, 325. 88
5. JHAR I 1 A E 1. 7263 1. 7230

E: L A OB RS S AR N . Bestilieas . AN ORE 2 seprE2Rshlia) 0
B AR < 9 FAIAS RTBABLB R IR B AR, ASSYIRINE D A 391 L Se B o _E A28 Fe (i 32 sh i as
2 Frid 2k e SEEAR AN EIE R NN EEE 53 &S, TS SEbrili e /KT 248 T

BT BB
3.2 REFERI
3.2.1 Z&MHIFHEH KR RHE S FE NS LB FE R R A R
EELF RIEHIE RS A
b4 bb s i v
TE S R AL 5 b 3 S U
B [ EEK RO ‘ Wai EhrEZl @ O—0 @—@
HEZ® g E1E)
@
HE=AH -13.69% 1. 46% -2.33% 0. 58% -11. 36% 0. 88%
TEANH -13.11% 1. 40% —4.97% 0. 56% -8. 14% 0. 84%
HE—4F -17. 64% 1. 35% -0. 53% 0. 63% ~17. 11% 0. 72%
U o ~12. 25% 1. 55% ~7.99% 0. 73% ~4. 26% 0. 82%
P s 82. 37% 1. 49% 15. 94% 0.81% 66. 43% 0. 68%
H3E4 5
64. 10% 1. 42% 10. 22% 0. 81% 53. 88% 0.61%
ERGER S
EELF RIEHERE C
T E KRR MY S B s v M 4 s R v
e [ EE RO O6) @—@
i =0) WEHRG |k R AnifEZE

FO3T o 11




A SLA R E G B R A 2023 fR5S 3 PR

@

TE=1NH —13. 76% 1. 46% —2.33% 0. 58% —-11. 43% 0. 88%
U A x| —13. 24% 1. 40% —4.97% 0. 56% =8. 27% 0. 84%
HEearHE

—16. 46% 1. 33% =3. 04% 0. 55% —13. 42% 0. 78%

3.2.2 BESAFAMUNRES RIHFERKEERZ RHE RSB R

REZHI R

BELF R ERREBERSARTFEM ltfﬁ‘;—élﬂ;ﬂﬁjk 25T L v i 2 R B [y S RE A

160.00% [,

140.00% W '“Wﬂ/ W4

120.00% wJJ ]W\/V F‘]ﬁf'“

100.00% N / 'lr i /A

i ”‘

80.00% '\,\‘

60.00% / fy

40.00% N

20.00% W gl M TV

- 7 i b, Sarttn, e,
YT T A gt T et
0.00% > roe N
A e

-20.00%
] o3 =+ — [=0] =+ ] [~ rn o]} LM m o] LM [ [o3] =+ ] ol (]
O N T S S G S G S N S A GRS A A R
) L (93] [ =+ ol — [na] o [ — L o2 [} =+ [~ — -l o] L5}
T3 7?9227y
o o o L8] Lo} Lo} Lo} (=] (=] (=] — — — — -l -l -l o o [y 8]
— — — — — — — ™) ™) ™) ™) ™) ™) ™) [ [ [ [ ] i~
] ] ] -] -] -] -] (=] (=] (=] (=] (=] (=] (] ] ] ] ] ] L]
[ [ [ (] (] (] (] [} [} [} [} [} [} ™ (] (] (] (] [ (]

[l L AR B A A BT W KR — L A T Bl A AR B

AEILF R AL E IR A CRIT R EY ltf%f—éll_.l;ﬁﬁik 25 b M 2 2R B 1 5 B Ft

6.00%
3.00%
0.00%

-3.00%

-6.00%{|

-9.00%

~12.00% W
~15.00% |

| N\
~18.00% ,

-21.00%
[ [~ — o L] L [N [~ — L — o (] L ] L7 [0} =+ o Ty O
L R N T U R s G |
[ [} — — [ [ o o =+ =+ L L o 48] I~ = ol ol Oy Oy O
D D A A A A A A
d L] o o (18] (18] o o o o o o o (18] (18] o o o oM
d L] L] L] i~ i~ ™ ™ d d - [ [ i~ i~ o o o L I Y
] (=] (=] (=] L] -] ] ] ] ] ] (] (] -] -] ] ] ] [ T o B
d (] (] (] i~ i~ ™l ™l d d d (] (] i~ i~ [N} [N} [N} [t I B Y

|— d (3L R B A C RV BN K — B AR AU R & C B Ll ae |
Vai =y AL VR A fienVa = WA = I )
e ARG, ARGREHS AT ERESRERK.
%40 $k 11




LR RIE R B IR A 2023 45 3 TG

3. 3 HAthits

§$4 BEEAMRE

4.1 RE&E2E (RESZHE/PA) i

FEARSE G R G2 IR | §1F 5 Mk
EREM | ®EEm | TR

we | BRE i ]
VLB SEAE, AR R o5 e e e P,
it GATEEE) MRS A F
T FERERRIESR A B A F S g 7R .
2015 % 6 HIMNEEHS, TiEmE i
W PR EE. BAHBIE, BlRL
HE A a8 P T I L PR B, BLAR R
BRI AT, 2021 4E 2 H 1 HifTEE
K5 M) R G TC B VR A RE SR W S 4 2
ﬁ%ﬁg S, 2021 4F 10 A 20 HAEE 1S54
ﬂﬁﬁﬁ%@,Zwﬂﬁmﬁ - 19 PRI B VR A RE R R S S 3 4
s 20 H P, 2022 4F 12 A 27 HifF@ERH
Py BFr 3 A I RIEI E IR A BIES
BRI G ESLH, ZH4ETE 2023 4F
3 A 27 HlHE & A E M ERHE AR
SRR B IS (LOF), VLMuE ks
P E MR E4H; 202344 H 11 H
EATEAE BT R BN T 5
(P22, 2023 45 8 H 22 HR &5
BRI 1R I 2 B SIE SR P i
{OE- SR Zp L

4. L. 1 BRSRAERER - B R R S B R E 2 7 F R & K7™ M F

T

4.2 BEANRE RN S EESEERM T EHB KA

FEARE N, BT AN RE LS HERA AN NIT N EeEEASRRITUT
NFESHFHFA NFRF 2L, T T GEFRE) GEFFRGTEE IR HAlA B EE
SEF CRAR LR ARG BIR A BOE R B RS RE S ) HUE.

4.3 AP G TR Y

Fo5T O 11



A AR T B B I A 2023 4E4F 3 RIS

4. 3. 1 A3 5 B HAT R

NT AR, RIPBBAR G, B AL 2RI 5 M ot i S ik AT
Ny AFRYE QEFFRBHEEE) « GEFREREFHARNSERESER)  QEFRRE
FGNF AV ZGHIEARFEIN) SFEEEM AT AEHIEL, HIEMEIT T (A58
) (CRERGEHINE) « (AFRIEARR S EHINE)  (CRIRarhRE BT ME) X
BRI ARMERRN S RGP RE T A TS, — BB R S 6 RSS2 A —IEZR i
ARG AU AT G EAT R, MRS S B b A P A RS RA S, HEH
emlGH I 5 =7 A 5 HHHEAN A R i L 2 TR EAT A i

Zl

4.3.2 REZ BT ANETUHA
AR AR B BB A 52 5 10585 AT 50 7 B R R 58 5 A B I B 58 5y
I ZAE S 2 H SRR 5% TGO ARG, RERIAZEESAAERTZHITN.

4. 4 |5 A E S HIBB RIS RIS DT

2023 =L, WNLTHBEIFRNEETR, ISk PUT HEEL 4 NFERTE, HETR M
XS BUR R BCE RN HG B0 SN &, BB, SEsNEgERE, WhinE
OIBECRIE 1. EILE R, BRI 3 FROE M m RGeSy, il B AN Rt 7R B
SRR AR, R SRR R S [m] 1

2023 F =L, HEHRMF LA M ERKA N ECE, fRFIE TR
BAL, BT AT AR AT AR AS A T EE o ARORER ST S 1l 36 b T A R 1 TR JE
ARG HRCE B, TR T Rk, GG U I BONAT L SR R A, TR
AN R AT 3, S BB S A o[RS [ ORI B P n DA il o

4.5 MEBNEES KGRI
AHAE AL S A PEBEK K13, 69%, JEIE 1. 46%, &5 LRI 35 %2, 33%, WEh%
0.58%, AFRGHIAIES C IFEM K ZFR-13. 76%, PINFE 1.46%, NS R IEfEUR 28 -2, 33%, I

1% 0. 58%.

4.6 MEMARESTFH ANBBE SR HERE Y
o

§ 5 WMEAEHE

Foem o111



LR RIE R B IR A 2023 45 3 TG

5.1 REMREEH=AAHER

i H

£ o)

R BB R o)

A 2 $5 %

60, 984, 115. 78

89. 81

Hrr: R

60, 984, 115. 78

89. 81

4 Y

[ 5 Wit #5 %

Hrb: gz

BTSRRI

e E R

SR AR R BT
S

Horbre SCWaIRIE I SENIR 65 it B

N

-

HUT NG S & M 4 il

6, 086, 199. 36

8. 96

HAb 5™

833, 832. 36

1. 23

aif

67,904, 147. 50

100. 00

5.2 MEMIRLAT A RO ERFAS

5. 2. 1 MEWARBITVWHRARABRERTEE

ez}

eS|

~RME O

e B HRHE
Bl (%)

K AR B

KA

il & b

47,211, 867. 78

O O || =

M7 T BB OKAE P2 AL R
\

I

HERFEE

1,157, 310. 00

ALilisk . A hEAIRELY

1 FIE O

5 BRI RS B AR RS

8, 206, 944. 00

bl

4, 407, 994. 00

B =l

AL GLAN R 55 A 55l

FHEWTFEBAR R S5

KA IR 3 it i B

JE MRS« BRI AR IR 55l

uE

TA M2 T AR

e R E AR

n o |Tv|o|l2|I=2|I0 /"R |H9Y|IH|lTm | O |T @

2
LRt

BT 11w




AR R B IR G 2023 £33 MG

60, 984, 115. 78 93. 29

5. 2. 2 MEHARFAT W KRB BEER R B E R R A S

T

5. 3 JARAZ A SOMME o F & B 719 E EL5I R/ PP B B B B B 4
5. 3. 1 REWRIEA OWME 5 EE T =18 LB KR IR+ 48 B B B 4

e | IREARRS | BRESAK ([ BE B | ARNE o) | HEETESEEIE] (9D
1 688036 a7k 24, 306 3, 542, 356. 44 5.42
2 688012 NSl 22, 508 3, 388, 579. 40 5.18
3 002475 SR 2 112, 000 3, 339, 840. 00 5.11
4 688072 IR 13, 761 3,278, 007. 81 5.01
5 002371 b7 44 12, 400 2,992, 120. 00 4.58
6 603596 (LR 35, 800 2, 631, 300. 00 4.03
7 603662 o 735 1% 80, 500 2, 599, 345. 00 3.98
8 002920 = iy 17, 400 2, 499, 336. 00 3.82
9 600933 5% fo] it 100, 000 2, 449, 000. 00 3.75
10 300881 R 75,710 2, 296, 284. 30 3.51

5. 4 MEWIREF MM RN GEHFREAE

T

5. 5 MEWIRIEL A RME 5 B S B 7138 LI R/ HEFF BURT 42 (77 35088 A 20

T

5. 6 & BIARIE A RME G EE T =1 E B R/ HEF BT +48 B 7 SCRRESF 85

K

T

5. T MEHARIL A RME LS H 7135 LB R/ HEFF BB 48 Bt e R B Al

T

5. 8 MEARIE A A o 2 & 713 E Lb IR/ HERF B BT TL A2 BUIE R 3 B 40

% 87 k11



AR R B IR G 2023 £33 MG

T

()]

L9 MERRE RSB R HERZ B0 A
- 9. 1 WEHIRA S HB AR KR A1 35 A48

()]

Teo

()]

. 9. 2 RSB B BB R BUR
o

ol

10 MEHRAZR SR B E RS F LU

ol

- 10. 1 A3 H R B R R BUR
o

()]

- 10. 2 REHRAE BB 10 E 6 B RF @A 157 21 B 40

T

[$)]

. 10. 3 A< HA B R 3 SR B B VP4
T

()]

11 B A ARG E

5.11. 1 AEEBRH KT B IEF K RIT EEEHRE BB EMITLRAE, K
EREH HT—FARBATFER . LTWRFEE
A G2 A T S N B A A4 RS (K RAT AR R A B D S SR A R A 75 2 1) L I

—HENZEIATTEDT AL

5.11. 2 ZEWR M+ L MERTE N ES SFME N &L FEE
He G BB IHT 44 PR ARG 2 15 R LE BT L

5.11. 3 HARE =R

Fe 4R & ()

1 A7 PRIE 4 84, 983. 68
2 |MUGIERTE SR 747, 321. 62
3 |RSUEAR _
4 SR _

Foom o 11



AR R B IR G 2023 £33 MG

5 R HIEER 1,527. 06
6 |HARSYEK _
T |HAl _
8 &t 833, 832. 36

5. 11. 4 AR FEA B4 T 5 BOW B w1 R e 55 FA 40
o

5. 11. 5 AR AT 148 B FE A A FE Uil 52 PR 00 O 3t A
o

5. 11. 6 BB & & BHE K F A ST 7 R 53
T W& NS, A2 S & e R .

§ 6 FFBAESHHRD)

BfL: Ay
i H BEUMREREBRES A | E2EUMNRERERS C
e 15 A A 35 4 A B A 38, 773, 585. 16 30, 131. 60
15 A A ] S 4 s R D 47 40 101, 357. 93 22, 419. 19
ek - it HH $ e 3 4 e JE [m] 4y 0 1, 045, 668. 01 14, 636. 03

5 HAHA 8] 3 S PR A S B (A B
/LPL“=7 3HA))
i I R I 4 4 0 s A 37, 829, 275. 08 37,914. 76

Ve WG, R E AR BN U R, TR RS e A A

§7 ZEEEANCHEARERRAESENL

7.1 B&EEARFHERREESHTRNIEN
o
1.2 ZR&EBENZHBERRERR AR 5 A

T

§8 MR EE PSRN MEERFR

o100 4k 11 58



LR RIE R B IR A 2023 45 3 TG

8. 1 REMNE—BREFRFAESHBLHIE R BRI 20681F 5L
T

8.2 B EE YR M EERGER
o

§9 BAMFEF

9.1 FEXHHER
1o o IR M 2 v A sl ) SR T LR & R IE S 0B i < LS ) S A
2. (BELIFRFERERSIEF RS

CRAF AN R TG B IR A IR IR R e HFE )

CRAZSAF RTEI BB A BAE R RS )

v SRS E B B HEAFRTE LU

+ FEEFEE AL S TR U RTE L U

~ I 2R B BN AR E ST BRI A IA

w
/

N
7

ol

>

-3

9. 2 FERHL
HES I NS S AL

9.3 &R
P T e E LN ) S PR AT ] o TR SR AR SIS, A FREN 18] Y A5 b3 ST I 53 B

BEEESEEARFEAT
2023410 H 24 H

o111 3L 11



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


