WA AR R L 3 A 5 B PGSR BUE SR
RHEEE

2024 £

—
=N
f—a

512

=R S

202443 A 31 H

HEEBHEAN. REESEHEBRMDAFRAT
EEFEN: PEHERBRITROARAA
REXHHER: 202444 H19H



ek 502024 F5 1 FBERE

§1 HEERR

BB NP ERE BT R A IR AR IRIE AR S FME, T 2024 04 17 HEZ TA
WG HEIM S5 HRES . AR A SIS SN, RIEERNE AR BICHE. R MK

e iR R

B S E PN R DATISEAE F . SRS 5T SR I BEATE P2 507, (HANPRIE SRR B o
G N BT AMCRIARAREL I BB W, BERE AR R SR AT A4 A

B UL R R

ARG TR 55 R RS T
A HIE 2024 4201 A 01 HAZZ 03 H 31 H ik,

§ 2 BHE7= BB
Fh 4 TRTRR £\l 50
N Tk Al 5O0ETF
FEERG 159827
e R (Y o BTF I
A FRAERNH 2020 £ 12 A 10 H

0 SIS <5 (B0 A

153, 716, 463. 00 17

B H AR

ARG RN AR T, S ER AR AOFE A, 36 SRR (i 125 EAT
PREFIR ZE IR ME.

B SR ATy EEORISE 4 AR RS R H, R 52 442 AR R E K
7 P S A AL Stk e B TR R AL s AR AR IOFE s e S
AL E (AL AT AR R

ARSI B BT ARIIREURM I S A S it FERE B 5E Ak

Ja » A BEE TR T R IO AR i B a8 s e (R 58 7 LA AR 12
BT AR 90%, HAMK ARG R G B[ 80%, PRHEERI
WL 1M 52 PR R FERR Sb o

Nzod=a e %3 AR I L S BFR O AR FE RO R 26 o AT SAR IR RO IR
b L

PRS2 YA 23 AL A R RS, FUYIXRS S B AT e T (55 B e T2 1%
TG . ATESNTRBUINIE &, T ERH 78 2 BRI bR 4G
BRI, A SARREORE RS s RS Ak

EEEHAN HRAEIE 8 B I AT PR 2 )

HEEFEE N Hh [ BHRAT BB A IR A7)

o270 3t 13

=




Al 502024 FEEE 1 ZRFR

§ 3 FEMF I8 MESIHE R

3.1 EEM K4

Bfr: AR
Eot RS TE WA (202441 F 1 H-2024 4 3 A 31 HD
1. A O SEE UG -3, 888, 450. 24
2. A IR -6, 522, 520. 54
3. MR- ¥4 35 -y A0 HAF ) -0. 0419
4. PRI & 0 = iE 112, 987, 305. 71
5. WA I &y A 0. 7350

e 1 A S fR R A IRUE NN . B GES . HARIN. V&2 e e shiias) 41
SR 2 B RS R B S ) A0, ARSI DA A CSe B s o _EAS I 22 Se i (AR S 2
2 AR PRSI SRR AR NAWEAZ 5 2 K5 T, 0 - Z A iAs
I el 2% 5, TR SR SE PRI AT AR T A

3.2 & EFRI
3.2. 1 EE&MBUHEH KR KL SIS LB R R
‘ ‘ ‘ NG aEs
AR | EMKER | SR | -
B B - » W ERS | O—0 @—@
® WEZQ | R HREG ‘
HZEZD
HE=1H -5. 53% 1. 42% -5. 44% 1. 45% -0. 09% -0. 03%
TEATH -5. 10% 1.21% -4, 85% 1. 23% -0. 25% -0. 02%
o E—4 -18. 73% 1. 02% -20. 25% 1. 04% 1. 52% -0. 02%
U e -27. 90% 1. 19% -34. 29% 1. 23% 6. 39% -0. 04%
H 344 1A
-26. 50% 1. 26% -32. 85% 1. 30% 6. 35% -0. 04%
RS

3.2.2 HE & & RAENLRES RIHHMEHKRED RH 5 RS At
RAFHILLE

O3 3t 13

=



ek 502024 F5 1 FBERE

AR Ml 50 825 18 M S S S Tl A Al £ A R SR I SR SR 6 O 3 S -k HOE)

21.00%
14. 00%
7. 00%
0. 00%

|
=7. 00% P r,u h I..'.llll'm
a Wl Py
-14. 00% LU lr'.]_ RN
I A '\-‘ L {Mw
4
=21. 00% ! L
I
‘n\ .v-‘r“n k‘”"‘Uﬂl\"ll Jﬁmi.ﬂkﬁ *{
- o Y Vo
28. 00% N m-'-‘h\‘ p "'_w'ﬁ,."'-ll PI"’“"
. v 0\ l,"{
-35. 00% e
\f
N \
-42. 00%
[=] — u ~ o — o] = w o — o [Te) o — ™ <+ O w —
— — — — — ] ] o~ o~ @ [=3 =3 [=3 [=3 — — — — — e
T
T YT T T T OTCTTTTTYeseTTTTO?YSOnoon
[=] — — — — — — ] Il Il [ I [5¢] [5¢] [5¢] [5¢] [¢] o = =+
o o~ o o o o o o~ o~ o~ o o o o [ o o1 o o™ o
(=) (=) (=) (=) (=) (=] (=] (=] (=] (=] (=) (=) (=) (=) (=) (=] (=) (=] (=] (=)
o o o4 o4 o4 o4 o4 o o o o o o o4 o4 o4 o4 o o

— RASORITR AR E — RSB EI S %]

E: HREGFMNE, A8 ARESE FERENMAWNEEN, BeIE R AR S 150
PR ) IR RIPE G FIRLE . AT BB T Hn I SUs A 1B S % e A JBe ¥ B8 7 LAV T
BEEBFE N 90% HAMK T ARDIEE 511K 80%, 405 H HA/EERBHR NI 520, It

LA ) T N RS S RE A S, A (R NI T3 5 i e B4
§4BHEAWE
4.1 £E&2E (RESZENMD Fifr

AR I 2 3 2 2 B IR A2 ol o
ERES | BSEam | FR

| PSS

ft L2 A o B R T B TR ERAT A 5T
AT HL AT 2015 4 10 AR
HEIL Gy, DT B B R AR 5T
T B e, PR
(bR RGP, H 2021 45 H 25
HZ 2023 4 9 A 27 HIFAREHRIE 100
< 5 BT R BOIE F7 4% B 4 R AR
H4x111(2022 4F 6 H 20 WERIE R BT 100 22 5 BTG Bk 27
G5 H RS EEM, H 202145 H 25
H e A AR 4 Bl INBEANME A2 5 BT Ik
SRS #0534 R Bl /N B
< 5 T TF I B B 4 ke 5
Bt I &4, H 2021 4F 11 H 23
H AT AR FETEAIE BSG AT Fa B0 4%
RIS IEE AT, H 2022 4 6 A 20 Hild
SHATARAE IR AR, 3 5 BT i 4R

5K 7R 5t
et

E

#
S
=il
pi=
=



ek 502024 4EES 1 ZEEHRE

BOUES 38 H 4 RAE IS AL 5
AR BOE R R R SR SEH, H
2022 £ 6 H 20 H £ 202349 A 27 HIf
(TARMEHIIE At B s 5 T e 2L
IEHR TR SRS AR, H 2022 4 11
H 21 HEAATARAE HIE A 3™ R
5y BTF R REOE S #8078 2 4 L AR HIIE
i AUV S 3 A2 ) AU R e R R 1
PRSI SLH, H 202211 H21H
42023 4 12 H 19 H A AR EdL 28
N 5 BT TR A e 45 AL 0 4
23, H 202344 A 7 HERITREH
iiE 500 MME 22 5 BT Bk 545 5%
LI &4, H 2023 4E 7 H 11 HiEgk
(T AR HIE P IR IR BF 3 5 &) B
AT SO R RS RS A, H
2023 79 H 6 HEMAFRE FUERHaIR
100 52 5 BT BHOIE R 5 ot e
ST, [ 2023 4F 12 A 1 HAZ TR
HHHIE 2000 38 56 57 0 <8 oy BT I FaEaIE
RIS IS AT, H 2023 4E 12 H 4
H A A R4 FiERLEIR 100 58 81T
UGN R RTIEas A Senl 1 sh Se
i, H 2023 4 12 A 20 HiRFEHRER)
AR HR A 200 28 &) B I FREOIE SR 12
TRARSLH, H 202443 A 6 Hid
SATARMEHIIE ASO 22 5 BT iR F R 50IE
GRRAAE e ezt =R PN 47y
. P

TR

Jelk

ARk G 1
Sk

202246 A 20
H

12.54F

AT IR T A @A T I A A BR A
AL A E . 2012 4F 8 H I N e
&, DT R B BRI AT 0L | A
ST M, TR TSR,
H 2021 4F 12 F 29 H % 2023 4510 H 24
H HEAE AR HEHEAIE ESG 4T 5eFR H0IE 53R

G HRAEE W N RN A 5 BT TR
BOEHR R FESIEE L, H 2021 4F 12
H 29 HEHARRE PR AFT 100 22
5y BT TG S 4 L iR B
NEEME RS 5 BATF TSGR OISR $5 E 2

G R B 4 R AR 100 328 557
AT BOE R R SR &E R, H

2022 4F 6 H 20 H& 2023 4 10 H 24 H
SATAR AR HIE S 28 2 BT i 4

BOALFHF AR SRS, H 2022 4E 6




Al 502024 FEEE 1 ZRFR

H 20 HEHAR R Pk Ry 38058 5 4
TSGR EOIE R 5 0 4 e R A
& 8 AL Ty BT RO R 1505 Fe e A
G4, H 2022 49 H 1 HiZafe TR E
R 300 K AL 5 AU BEIREIE SR 12
TR SLH, H 202211 H21H
G Sl AT R A I N i 3 S 5 TR T
IR HOIE FR 3 B & VR IEN LB A
5T 5 B TF R R HOIE F7 4% B2 4 iR A
IE 52 AU S 3 RS 5 B RGRdR BOiE 5
R EAH, H 20224 12 H 29
H S HATAR IR 300 M 22 5 BT i
KIBHEF R R SR SA M, B 2023
7 H 11 HESTARE I T
MY F 52 5 BT BOIE R iR 4
DL &2, [ 2023 4F 12 H 20 Higdfft
ERAB AR P2 200 22 5 B PR 5
IES R a4, H 2024 4E 1 H
0 H M TR eI R 5 2
i R HOIE SR8 B 4 VIR B IE AT FE
71705 SV AE Gy BT i e BoiE 4% Bt
SR ., BAMTEK. EEE. |
E5R

e 1 BUARHAEIR R AR H I $RdE & FIAE R H sl "R e 2 H o
2+ EFF ALY E SGEMATIE P2 GIEFRAE AL 53 B E R A NE D) IR LE o

4.2 EEANRE A AR SRR TR IE LAY

ARSI B B NAEAIRT WA PHE (PR N RIERIERETRR) . (PR N R R IETR 3505t
BN ARTF UL B IS IS G NG SIS TSN« (R HpiE Rl s 5 7Y
FHBGIREIES R 5058 He i e 5 [F) ) AN HA A IR EE I RS, A W B R B oy s
EHANE SR, ARSI b, AR S AR NSRRI, TTH S
AR AR IATHN . AREETHE. BTN . RAEERRASHTEA B EE R

295
4.3 AP HETUH

4.3. 1 AP35 I B AT B 5

AN, AEEE NPT GEFRBREEHA R A TS ERSFEL) , 5%
R IV WS P B RS | DA o L oW s o1t N P s 1 a7 /N e AR /A D S
TN L P A 2 SRR A o ARSI TR P Bt A A i 25— ZR AR I 1) 7 A

o603t 137




Al 502024 FEEE 1 ZRFR

(I HW. 3SHAKS HAD FRALS A5 ZMN TR (BB 95%) MR G s
JIHIHEAT TR T, ARACIE S A58 Sy R S 1 O o

4.3.2 R HERX BT NHET T
AR AN, ATEGRKIUAFAE FTRE FENLA 12 S AR i 157 A 54T N
AMEWIN, AEEEHEANIARRAE S5 RS AT 5e0 7 B A 5 a8 b 1
AL T B I UESF 24 H B &I SeIEA 3 IR, R B B AR BTRIs R 2, R
ANOAE Gy R RS i o

4. 4 1 & B N E S KR RALEEDHT

2024 5 1 L, HEBERT RN AL, BATRENS W 2 M5 T LM T EIr e .
H IR S8 . N i sh A5 S A R, W I EI5, JEHRE KA B IR I35 984
FREEHEAT; Wi —J5i, WRIEE BAEEATE R, 7 SE S EIr AT E 0 A I 5. A
Ji, SRERAEIME WL A, HEAJTR BEE S £ ERRRKENT, ARTsE—ZF
J& rh SR B S R AR A

EMEIAN, FATEH BT FRIENRRE RS, KA KRR G TE ML Sy
AL R H WIS VR b el 2 ARG IS ol b B L 25 LUAR SR, KU AL 55— RPN FifE, g AL
<5 ) R B R ZE PRI A5 BIK P

JEEE 2024 455 2 P, FATVONEST FIIIRIE S S50 103 IHEE 5 IEAERDE R A, AR AL
TIXFEMHAE . BRI, S5y ok, ST RIEET, #R2—aigE
FREERYERE . AR —BUNY, EWECGE. 13K g /MGt REERPRR S B L bR Ag &,
AT R AT R 22

4.5 IWEHEHNESHN SR

ARG WIRATE S AIFE N 0. 7350 7T; AR B HHIES HrAUAHE S 29 -5. 53%, 15
AR AR 25 3 A5, 44% . RS I, ASTES I EREFRZHIAE 0. 2%0APY, FEALEREFR 2
1 2% LA

4.6 WG B NESHE ABSRESHP IS ETEYH
SN, RS IEES: = T T DR S B A A SR N — T ABR % I 4t i
(BT 7T 3 T
§5 WMHEHEME

BT T 13



Al 502024 FEEE 1 ZRFR

5.1 IEMRESF = HEHR

B IiH

wH o)

RS B BB (%)

1| B

111, 407, 483. 94

98. 40

Hr: 5

111, 407, 483. 94

98. 40

SR

[F1] 5 YA i 3

Horb: iz

B SCRRIESR

A ER e

SRR A BT

KNI Sl 5t

‘k

Horbre SR B SN IR B

WAT IS R & At

1,813, 205. 31

1.60

o 51

2,227.79

0.00

it

113, 222, 917. 04

100. 00

TE: IERB S R AR A A .

5. 2 WM E HARIEAT W KRB ERRA S

5. 2. 1 | F W AREHRH AT WD RBABRERRAS

N A7V

NRHE o)

o < B A ELAB] (%)

A Zz A} *$ A} % Al ?@‘j_k

53, 885, 802. 31

47. 69

B PR

C [filigk

56, 536, 976. 51

50. 04

HLL B T0 R ROK A=A
A4

ERN4

bR A

977, 184. 00

ACEIE . A EATIEEL

==l Nepl Beol Neo)

Rk

5 AR AN E S BRI
S5l

—

e Rl

G el

A G 55 ik 55l

BHERT FUANEANR 55k

KA PRI A A R

i BRI 55 A8 BN HAh e 551

HHE

AR T A

SOt R E AR

nimo|m|lo|=Z2|=|0 =]

ey

o8 T 3t 13

=




Al 502024 FEEE 1 ZRFR

fif

111, 399, 962. 82

98. 60)

5.2. 2 ME W RPEBHEHITVIREBABRERERHE

A

NS

AfehE Go)

o < B A EL B (%)

A

O S S 14

B

L

C

il il

7,521.12

0.01

B B0 RO AT
CnAl

i .

R FIE

ATIEIZ . O AHEEOLY

mnjl iepl Besl Nesl

EXERIESV 4

—

& AR BN BRI
S5k

<Rl

iy =l

LG 55 i 55l

BEART U AR 55k

KA AN 3B B

& IR 55 BB A R 55

A

TA R T AR

SO AR E AR

i Zlo|T|lo|l=Z2l=2|0 = |

e

it

7,521.12

5. 2. 3 | EHEWIREAT WL/ KRB BB R R ES R A S
TE: ARHE AR AR A BB B -

5. 3 JARAZ A SMME o5 S B 3 BB K/ NHR A B BB A

5. 3. 1 | H WIRBHER K 1B A M8 G BB HFE LB R/ EEF IR +42 R

FE

P | REARE | RELR |[HE B | Al Oo  |EEESFESEERE] (%
1 002714 W By 445, 603 19, 227, 769. 45 17.02
2 300498 T Qo 906, 282 17,219, 358. 00 15. 24
3 002311 HREEH] 178, 159 7,856, 811. 90 6. 95
4 000876 oA H# 486, 986 4,616, 627. 28 4. 09
5 600873 MEfE Y 441, 500 4, 547, 450. 00 4. 02
6 002385 Kbk 708, 900 3, 509, 055. 00 3.11
7 000998 R~ = Ak 225, 700 2,902, 502. 00 2.57

BHO9T 3t 13



Al 502024 FEEE 1 ZRFR

000893 RIZZHEES I 139, 400 2,712, 724. 00 2. 40

600486 T 52, 280 2,679, 872. 80 2.37

10 002299 R KR 159, 774 2,618, 695. 86 2.32

5. 3. 2 W45 IR BIRIBE A AME 5 EEF = 5E B X /NEEF I ET L4 BB
e HA 41

Fe | AR BEL | BE (B | ARiE o) |HEEEERERE] (%)

1 301489 JEIR T A 64 5, 145. 60 0. 00

2 301559 AL IR 147 2,375. 52 0. 00

5. 4 & RIS MM R B REAS
E: ARG ARERAF AT

5. 5 & IR A AME 5 B ST 1E LB N B BT A4 B B R A4
TE: RIS WRARFF AR

5. 6 M & HIRIZ A FAME o 2 & = 18 HL B R/ EEFF U BT+ 48 B SCRAE SR R
K
TE: AR AR IR RS A R SRS

5. T I & HIARE A S E G He & B $E EL B K/ N R P RIBT A S R IR R
E: REEARIREWRARFAT IR

5. 8 I & HIRAZ A FMHE o 2 & B 13 HL ] K/ N R PP I8 T 42 BUIE B3 B 48
T AEESAIRE IR ARFAPAL.

5.9 W H M RAZEESH RRIB BB 5 E 0L A

5.9. 1 & WIRAE: S5 B ARG B kF- o145 2 B 4
T AR AR AR R A BT

5.9.2 A S H R KB RBUOR
ARSI AR AR IR B BRIV BT

5. 10 R & S R AH &4 B i) BT B 32 5o R oL i B

5.10. 1 <30 E RS I%E BUK
AT G AR AR A A AR 7 T .

5. 10. 2 1 & IR A HE S5 B 1) B 4 0 B 455 G 458 2 P 4

% 10 4L 13 ;W



Al 502024 FEEE 1 ZRFR

TE: ARHEE AR WA RS A E U L.

5. 10. 3 A H E AR EZ VM
ARIE G ARG AR T E A b7 .

5. 11 BB HAEMEME

5.11. 1 AESREKIE+ R IEFKRTERAHRE IR B E R TLRAE, =
FER G wH HET—EAR B ATHER . LNHIEER

AFE SR F AT RS FRAT BRI IS LA, B g AT —
FENZBATTETT ATIHEE .

5.11. 2 &R EHF TR RERTBEHES & FIME & BREE
ARSI AT I AT A ISR B A < 1 (RN E P 2 IRESE R AN T

5. 11. 3 H AR =M AR

5 AR

o}
d

&
Sy
9

A RIE S

2,227.79

JSYSCIIE 239 K

S YSUBEA

SRS,

o7 AT FR K

HoAh SR

HoA

RO || |O1 x| W|DN|—

it

2,227.79

5. 11. 4 4R35 BRI B Ab T i B T e 5 2 WA A
T ARFE AR WIARFF A AL T52 B ) He e i o

5.11. 5 B HIRAT+ AR R P AERIEZRIE S B

5.11. 5. 1 | EFHIRIBHERE AT+ BB E P FEREZRFILH A
TE: ARG AR IR A+ A4 B = P A AETUIE S BRI 15 DL o

5.11. 5. 2 | EHIARBRBE AT LB B EFFEREZRBL KA

i TEZ IR | HREEE | RIEZRE
Fe | BEEARRS % ZE 4 B .
RE o) H B %) !
301489 SR T A 5, 145. 60 0.00| A ALIESZ R
2 301559 rRAEIAEL 2, 375. 52 0.00| /B sz R

5. 11. 6 ¥ B A G & ME KA ST 7 HR B2

o117 4L 13 m




Al 502024 FEEE 1 ZRFR

WY& AR, B Bz S & T eA 2 5

§ 6 FPMAE S HHLT)

BAT:
5 AT 3 S A i A 152, 716, 463. 00
T 1 TR) 3 4 R 4y 40 26, 000, 000. 00
Uik %2 H A )3 G T Bl 4 A5 25, 000, 000. 00

G o i B S i R e L e T R A
/DL, “=7 A
e T I I R 3 S0 B i 153, 716, 463. 00)

$7T RGEHACHERRERHFESENR
VE: AIEG TSI T AR A I A S A

§ 8 B EEH IR HMEEFR

8.1 & W N E—REEFRFEESHILEZR ST 20%8F 5
T ARG AR N AEAERE A L S AL (14 2B 20% ) . — 1582 A L.

8.2 LB B R HMEERF L

ARIEGEINT 2024 42 3 7 28 H#dE | (RAEEE G PR A IR A Rl ¢ TR R L =
FRAZ 5 T TR e 75 5 B R RS B OO BT IS R BRI AT ), AEEH 2024
53 29 A AL S S50 WS T RTE SRS OR

§9 FAEXHER

9.1 FEXFBER

9. 1.1 ARHEPEAR Y T BEE 5 R IFTR SR BOIE SR 515 B 2 A H U 3R P EIE M 2 T M ST
{53

9. 1. 2 CiREEFIEAR MY T AL 5 RFIAS R Bl 773 Bt e e 5 A

9. 1.3 CHRHE AR MY 3 E 5 RFTR AR BOIE 335 B0 e S W)

9. 1.4 CHREEFUER MY AL 5 RIFIAS R SOl 7735 B B E 1)

9. 1.5 CHRHPEL G B A7 IR 2 7] TF a3k Sl 55 RN )

9.1.6 AFEGE NS HERAATFIE VAR

9. 1.7 AHEFE NS TR FATE LR

o127 4 13 ;W



Al 502024 FEEE 1 ZRFR

9. 1.8 AR I AL &8 BENAESR B AR 9 5 A

9. 2 FFICHE &
IR A SCAAFTRAE AT I NI FEE NIINA T . AR AT AS 4 TN\
FEAE NAEFT, HEAE . .

9.3 R TR
R E AR, S TAN G, AIES BRI A P B B3R ot i & i el S B . A
KT F& TR SO, T I T EA FE S & NG Cwww. yhfund. com. cn) £,

RERESEBRRDAERAT
20244 H 19 H

o137 4 13 ;W



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


