] 4 22 O | IE A2 b AR
TFBEIRBOEF B R E &

2024 55 12

ik 88 I 7

RS

2024 % 3 A 31 H

HEEFHAN: BEHFEZRELSEHFRAF
EEFEN: PEIEFBROERAF
WEXHHER: 202444 A 22 H



75 22 {505 %k 88ETF2024 4E45 1 ZEEFR

§ 1 HERR

e G HE N IS L S ARHIE AR TR VOB AR B AT B RS M R B
TR, T A B L YRR A S R R A 1 R T AT

HESFEE NS IES B PR A mI AR A3 & [F B, T 2024 4E 04 H 19 HE
T AR P SRR . R B R AR S, (RIEE A BT
At SRR B B R .

He 4 RV LRSS AT B 5 B S U BN IE F R 4 7, R I
G —sE A

SRR A SO AR I AR B R, R 7E 1 3 e S i
0 e A e 4 A S I 13

AR h 55 VOB R 2 A i

AERIE 2024 £ 01 A 01 HEZ 03 A 31 Hik.

S

§ 2 F&7E
G TRTAR [E 7 2 R Gk i 8SETF
3 N TR Bk 1%k 88
FH LT 159804
HeaElE T T G IR
HeAFREMH 202043 H 4 H
e BRI S B 40 126, 899, 676. 00 17
% Hir S IREAR TR, 18 SRR B AR R ZE B/ Mb .
5 5% s AR FECR A AR SR SOE 2 10 B A S ms DA R 4F Ho PR ER A

MIEE, SEBLIE AT Hbn . RIAZIEAR A8 B0 I S A Ay i T
EMBERBBALG, FARIEAR 1 FE RO e S A (R A2 B e 22 %
WAL G AT N . IR IR 00N, J1 iz A & H E R
B 25 P AR E AN 0. 2%, FIRERRZEAEIL 2%. a8
DR DU ] 2R At AT 3K 3 SS9 PR R R BB R 22t IR Y e, O
B BN RNCR IS B it e e PR ER R L L BRERIRZEHE— Py K. X
T BT TR BIEA R + BEIEAEZAE PR 0 PR PR 150 52 25
Ol PRI G TR L B R, B DR i < ) HH D AT B[]
SR ATE S R R A4 B AR AT RE T RSN, B A R PR S 30
AT RO AN EREAAR B TR 0N, B8 BN AT DA S Bt 4158 B AT
I8 AGE AR B, A AL S R AR 1 T

A& AR HE [ IE B AR Hh AR % 88 4R %K
JRBS A 2 I AT IR R RO <, LA e T DU 3 e TR PO AR A »

H AU XS A I s v T 0 A & i B AR & T

%200 k101




75 22 {505 %k 88ETF2024 4E45 1 ZEEFR

o AN EERB T AR B B K AL S B, B SRR

B DR I HOTT AR 5 T A A DU B R AT
TN [ 75 22 (R0 G B AT IR 7
LA o {25 B4 R A )
§ 3 EEMFEIrMESIHERN

3.1 ZEMEI

fr: AR

E B SRR

WAER] (202441 A 1 H-2024 43 H 31 H)

1A B SEI i A

-2, 623, 770. 10

2. IR

-17, 315, 978. 42

3. MR- 22 & U BUA R

-0. 1353

4 AR & B HE

124, 460, 911. 29

b. IR &0 BHTHE

0. 9808

T AW O a fE A e A IR BN . BB . HABIRON O A e A2 sh i as)
THERAAR SRS RARAL  AIAE A S sedilieas in EAS 2 fe i EAZ sl et -
Mnb Bl Ak =L AR NS R R SN RZ B o RS S P AN A VSR S a A N D M TR 62 W S B3

KT F 5B
3.2 REFERI
3.2.1 Z&MHIFHENE KR KX S FE ANV SE LB FE R R A LR
My 45 b e
HEEKE | BEEKER | gt ‘ -
Bt o ‘ TN a8 2 O—G @—®
® WEZQ | HIREEG ‘
HE®
TE=EAH -12. 72% 2. 72% -12. 68% 2. 74% —0. 04% -0. 02%
=N H -12. 62% 2. 10% -12. 60% 2. 11% —0. 02% -0.01%
A4 -23. 11% 1. 79% -23. 41% 1. 81% 0. 30% -0. 02%
HE=F —4. 84% 1. 67% -7. 00% 1. 69% 2. 16% -0. 02%
HIE4 5
-1.92% 1. 67% —17. 79% 1. 74% 15. 87% -0. 07%
ERGER S

3.2.2 HES A FERUREES RTHMEMKRZZ) LIS RS s fE i
RBREHILER




75 22 {505 %k 88ETF2024 4E45 1 ZEEFR

B 3542 P61 B AL BBETF 22 i+t T8 28 < 3 55 J51 A Mle #5 P 458 3 S 0 i S i) 15 3 5 3 L

50. 00%

40. 00% {th waﬂ
30. 00% \Khj% K de U
20. 00% W TN il

| ' \
ﬁ J’Jlr:; |'JI )l Y J‘ILM"“I.‘-'![‘,*LIPI.W}"I'II{ h P\lll |r . | rﬂ,‘r”.' ﬂh‘fﬂl&"{.ﬂﬁ‘

o 1
0. 00% ”MH M \ ﬂ
| . f W, »{" W/ L
_ o A o L M 4 ﬁ" : i F”“r VW
10. 00% !hﬂl.‘, W I wN’Ld 1], rlp W{J " i i I‘||I | .
~20. 00% r Er'
~30. 00% u
-40. 00%
=+ — I~ =+ =] o uy — o =+ o =] ] ] — o =t — M —
(=) od (=) (o] — (o] — (=) ~— (=] o — o — (=) ~— (=] (o] (=] (2]
N
(=] (=) (=) — (=) (=) o (=] -— o o o (=] -— (=] (=) o -— (=) o
s & b b L L L L L L L d d d b b b b o+ &
o o o o o o o o o o o4 o o o o o o4 o o o
(=] (=] (=] o [a=) [a=) [a=) (=] (=] o o [a=) (e ] (=] (=] (=] o [a=) [a=) o
o o4 o4 od (o] (o] (o] o o4 od od (o] o o o o4 od o (o] (o]
|— E LRt kesETF Bita itk % — Iilﬁﬁﬁﬁll#%iiaal-:w%ﬁﬂtéﬁ%:&t&ﬁ$|

e AEESHESEGFANHE N 2020 4203 A 04 H, HEAREESHES SRS, AEEER
R HEE 6 S AL BT A A LA & B 4 5 ] 5 TR B ¥ BB AR B R A R A SR 405
AN 4 JE O W RN 2% T 58 7 L B LU 5 5 2k e 5 TR 405 - [l FL 9T 2020 45 03 H 04 H % 2024
403 731 Ho

3. 3 HAhtr
Tco

§4 BHARE

4.1 RELE (RESEENA) N

AR O e 2 BT | 25

[N)
=S| TEREH | BEHE | R

Bi

T, AT [ [E bR 4 PR A
BRI KIS EFHAG R A
SrRh TREWTSE . 2013 4E 11 HInANE %
ZRBESEHARAR, JHTLREE S B
L, EGEHE, PUEE 2 ORIE 300
2020 4 3 1 4 22 5 BITF R TG BOIE 25 75 i S e 3t
R ResH ¥ - 154 |4 EFEZRFIE 500 38 5 BT FE 5L
TEFR BT 34 | [ 22 ARIIR 300 52 5 Y
FEBGIREOIE S5 57 5 4 | [ 55 2 R [EHIE
BN HAF 1 88 22 5 M i A g Hik
F R A ERELRAIEP AR 300
22 5 BITF IR BOIE S5 4% 5 3 4 A [ 77
TR HIE PSR 300 32 5 B HE 4




75 22 {505 %k 88ETF2024 4E45 1 ZEEFR

TUE 545 B 0k 4 R 0 & 1 (B 5 22 R AR
PIEEFA WR S THE R IR R R &4
i,

fifit:, 2010 4F 3 H & 2012 4F 11 A4+
[ E br e PR A ARFFL s 2013 4F 2
H & 2014 4F 6 B =SB mA
PRAFZZ S b 2014 46 H % 2015 4 5
AT RGBSR E Ak CHRA
ko BewExe g el 2015 %5 AIMAE
T R RE G A IR A AT S 4 )

jﬁ@5$%$%2m1$3ﬁl B e B, BT [ 75 22 R IR I HEER 300 22 5 2
e A TR IS HOTE 4 W S 4 | [H 75 22 (T

kAR AR 88 52 5 BT T A FE HUIE
IR B 2R 6 DA
RATHES R RS B2 RPHE 500
A2 5y PUTF IR BOIE 77 50 B e
e 7 22 O EAIE QP AR P i Rk 88 52
Gy BT T AR BOIE I 5 03 B g
B2,

Vi ARIR IR i R AR AR H A 8 B O A AT R L), R MOk 055 S

kP GIEFF AL R B E B INED BIAHORE -

4.2 BEANRE HA LR SZEER T AR S

WEIN, AREEEHENOET QEFHREESVE) . (EAF 2R EERDAR
AL 88 R H RITAIE AT R B G & G F) N HAMAR SR A E ,
AEWESTE . BRURTTI S BEASVE R e B0, 8™ A2 XURS: (R 2k it B, O
e PFEEA NEOREAN . AREWIN, ARSEEGEGMN, MiEkEe
o TR 25 2 < AR AR AT AR 28 AT

4.3 AP HEF IR

4. 3.1 AP35 B BT BN

WEWIA, AEESEH)IKHIT T GERRREEEHATATFLSHERS
BEOLY A2 AIHIE A FAE G A ORI o AR 1, AAEESR 4038 P s A A F
SEGAT A
4.3.2 RERX BT RN T A

WG A, ARG AR R A IO I G S G A i AR R I R A S AT AR
FAEPTA R HEZS 5WA 5 P A sa i [/ H s m) 58 5 AS /0 1) 53048 by sl

7

o500 310

0



75 22 {505 %k 88ETF2024 4E45 1 ZEEFR

ZAEZF 2 H A& 1) 5%HI T .

4. 4 |5 A E S KB R REED T

AN, ARSI G A, RE BT IR

A PR R R 72 2 R B BESEAS RR A DR 2R SRS A RS L EE i o [ F R AT T
WP EhER R, Wik MERERIRZE . AEGEHACKHEA T T, Widd
SR R o o BRER IR ZEAM R R B . JEH, B HIRER b H & SR e ek
LIRS, € J 7 BT DA BRI i 88 P2 BT 5%

4.5 MEBHANES KGRI
BREAREARARESMEFTEE 0.9808 Jt; ARE AR SMH I ELKE N
—12. 72%, Vg5 L E L MEN 25 R H-12. 68%.

4.6 MEMARSTH ANBBRES T HERE R Y
Teo

§5 MEAGHE

5. 1 R EMARESHHEHMR

75 i H S o) d S S Em ] (%)
1| BLas e 123, 597, 672. 45 99. 10
Horp, 22 123, 597, 672. 45 99. 10

B SCRFUE SR - -
SRIE - -
RIAT A S 8 R - -
77)\1@ ST - -
Forre SEBr m0 0 1) S8 N B 4 il - -
BT ARG H /AT G 1,073, 162. 86 0. 86
HAh B = 46, 576. 35 0. 04
&1t 124, 717, 411. 66 100. 00

e BB AR AR E I

5. 2 MEMIRBIT A RPOBEREAS

e ATk namE O 3 S B PRI E LR ) (%)
ARG MRS HL vl 2, 555, 283. 66 2.05
B PRk - -




75 22 {505 %k 88ETF2024 4E45 1 ZEEFR

il il

88, 209, 170. 63 70. 87

B 0 B RSOR A AR,

Y

R A

2,308, 461. 00 1. 85

ALl sk A AEAIEEY

18 FE O,

5 REARR . BAEAE B EOR RS

22, 586, 058. 16 18. 15

<Rl

i 1l

LT AR 55 iR 55l

FHAWT FORBAR MR S5k

2, 355, 890. 00 1.89

KA AN 3L i B,

i R S5 < ABELAI LA R 551

HE

AR 2 TAE

2,827,881. 00 2.27

SO R E AR R

2,754, 928. 00 2.21

nlmlo|lv|lolZzl=srolmN|lH9lHlZml@mm|o|a

22
el

it

123, 597, 672. 45 99. 31

5. 2. 1 EHRBATIL RS ER TR EREAHE
ARFE AR A WK R R Bl 2L

5. 3 JIREL A SOMME o B & B F13E ELBI R/ HEFP B B R B3 W 4

F5 | BREMARL | BRELZK  |[HE B | AE Oo) | HEEESEERE] 6
1 300573 MR 24 20, 900 4, 472, 600. 00 3.59
2 300017 W 15 R 471, 200 4, 382, 160. 00 3.52
3 300315 R 611, 000 3, 366, 610. 00 2.70
4 300133 HF N 284, 600 2, 754, 928. 00 2.21
5 300765 SV 72, 084 2,667, 108. 00 2. 14
6 300009 ZRAY) 258, 500 2,512, 620.00 2.02
7 300088 KAERHE 471, 800 2,509, 976. 00 2.02
8 300679 HER A 60, 100 2,416, 621.00 1.94
9 300296 ) S 41l 467, 800 2, 395, 136. 00 1.92
10 300677 JRHEST 100, 700 2,270, 785. 00 1.82

5. 4 EMRE BRI RNBFRRHAE
AFEGARE WIRARFA 67

5.5 I EHIRIZ A FME 5 ST E A RN R BT T4 R 2 B 3 B 40
I AR WIRARFFAT 6157 -

5. 6 MEHARIEL A RAME L H & B 15E LI R/ BRI+ 48 B SCRAESR IR

BT o3 101



75 22 {505 %k 88ETF2024 4E45 1 ZEEFR

B2
AT AR IR AR B B SRR -

5. T MEWIRIEA RIHE S HESF#ELLFIR/DHEFRETLAL RERBEHH
AIEEAMEHRRFFH SRR

5. 8 M B HRIL A SRMME 5 EE T3 E LB /MR R BT T4 BUE B 5 B 48
AT AW AR ARG

5.9 MEMARAR SR BENRBH X Z B YA
AT AR T IR AR BB B T2

5. 10 I H RAR A S BF ) H G0 3L 5B 0L i A
AIE AR AR RSB E AU

5. 11 |EHAHRE E

5.11. 1 AR SHRE AT +HIESH K RAT AR T HAPME ML AL, K
FEHRE RSB H T —FARBATTET. LWNHHEE

A BB MIRT+ AU R AT EAR T, A EESOR AR A7 BR 2w AE 35 5 i 1) H
A S B E N RAEAT 0 STAT AR T RNEAE G B4 A R 2w AE it 2 ) H i
RN R BT B AR A7 2GR 25 I AT PR 2 R AR IR G ) AT SR
R BN 2 00 R AR s SEil I AS RH A AT BR 2 R AR S g 1) A — 52 A 8 52 3
HRYNEZRAZ 5 BT AL 11 o

AT G IR FEARAT M SRR SR BB AL P AF & A VA A I S R e
FIRESR . B EIRTEARSS, AL EHT A H A AT+ 4 UES7 (0 54T EARAR A e
PRI SR A, BRI S gt H AT — N 2B A THEDT. AT,

5.11. 2 e MR+ BMERTE N EE S FAME &L T E
B RBNIAT A B, BT SRR 3 R e G R I AR

5. 11. 3 HAREE F=H Rk

Fe EA N EH ()
1 (fEHRUES 1,991. 46
2 |MUCIERTE K 44, 584. 89
3 |RIUBER -
4 RCRLE -




75 22 {505 %k 88ETF2024 4E45 1 ZEEFR

AT FR K -
HoAt SR _
Ry 2 -
HoAth _
it 46, 576. 35

5. 11. 4 IMEHIRFEE BIAL T H B i w] B et 27 B 40
AT AR IR AR5 A AT 1 YT ] e 4 5 77

O ([0 || |O1

5. 11. 5 G AR AT 148 B 2 A A FE Uil 52 PR 00 O Ut A
ARSI AR R AT 44 SR AR A AE IR IE 52 IR O

5. 11. 6 HFA SR & MHERF AL FHEIR I
WY LR JEA, 23 T2 A5 & 1T (8] o) REAFAE R 22

§ 6 FPMR IS A A
Bfr: 4y
i HA A5 £ 0y AU A 124, 899, 676. 00
i U 30 1) S 4 A R 47 40 12, 000, 000. 00
ak: i HA A R 3 4 e T (R 43 A0 10, 000, 000. 00
i A R SR 0 BB A (&b BL “=7 151D -
i I R I 4 0 0 A0 126, 899, 676. 00
§7 ESEEAEARARSRH AL
AE AN SE AN RIZHEA RSB E AT S
§8 M EE RENHEMEERFE
8. 1 EWHN R —BEEFTEZESLBLLHIEB|EEIT 2098155
o WA AN A 2L S B s Bl W R FFE EE BN
o | RS L \
H A 5% AN
F B 1 ] e e '
MLt | - - - - - - -
NI - - - - - -
H
%ﬁ 1 2024010172024033198, 000, 000. 005, 000, 000. 005, 380, 000. 0097, 620, 000. 00  76. 93

7 AR U

AT AR AR S PN DR — B R S e AU B BGE 20%K 1 T, FT BEAF A2 X RIUEE [ml
RS, JF B EREN . SRSk, HUABBIE G, AR S BB IR, AFIT

Foom 3 o101



75 22 {505 %k 88ETF2024 4E45 1 ZEEFR

EMIERIEE.
SN LLURSEAE A BR 5 i R A B A B2 A B0, R SR R i ARAIE
HH N B AT -

T RIS A 5 B i kN, R A A 5 B — i

8.2 B EE YR M EERGER

T
§9 #EXMEZ

9.1 FEXHHE=R

9. 1.1 LM St B A5 22 (R ERIE GMEAR H # AR ik 88 22 5 AT I A 38 B0l T7
rang e e P

9.1.2  (EZAFZ REUEQDYAR HHAEE 88 22 5 M T e BrlE S & B I G A
D

9.1.3  (EZAFZREUEGDNAR H AR 88 22 5 T I fig Bk 3+ % B R A
B0

9.1.4 FEEINS TR Bl

9.1.5 i I E A 22 R IEEADVAR rh RS Ik 88 52 5 B TR I AR HiE F7 4% 5 ik
GIEFEE SR EHER S TA

9.1.6  H[EIE 4> SR i HoAh S A

9.2 TR

K] 7522 DR A 4 BT PR ), Ml - A6 T P AR X 4 ik KT 28 5 B 28 2R i 45 0 2
S E
9.3 B

9.3.1 BV [A] P BA A F] e B A

9. 3. 2 BFRA A Wk A B 7 i AH OGS B www. gsfunds. com. cn

9.3. 3IRIT A N A B 55 IR TE . 4009-258-258

EHzRrEEEBFRAA
2024 4 H 22 H

1070 3£ 107



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现
	3.2.1 基金份额净值增长率及其与同期业绩比较基准收益率的比较
	3.2.2 自基金合同生效以来基金累计净值增长率变动及其与同期业绩比较基准收益率变动的比较
	3.3 其他指标

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.3.1 公平交易制度的执行情况
	4.3.2 异常交易行为的专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.2.1 报告期末按行业分类的港股通投资股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注
	5.11.1 本基金投资的前十名证券的发行主体本期是否出现被监管部门立案调查，或在报告编制日前一年内受到公开谴责、处罚的情形
	5.11.2 基金投资的前十名股票是否超出基金合同规定的备选股票库
	5.11.3 其他资产构成
	5.11.4 报告期末持有的处于转股期的可转换债券明细
	5.11.5 报告期末前十名股票中存在流通受限情况的说明
	5.11.6 投资组合报告附注的其他文字描述部分

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况
	8.2 影响投资者决策的其他重要信息

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


