77 IEEAEEPREERNBX G &
R A e (LOF)

2024 4

—
N
f—a

532

=5

202449 A 30 H

£i-4=

HEBEN: FEBHREESEEHARAHE
EETEN: PERBBRITROERAT
WEXHHEM: 2024410 A25 H

=}

.44



77 IEE PR M IE RIS X 4548 (LOF) 2024 538 3 RS

§1 EERR

R EHANNEF S LEFRIEARIR S Pra SO REGICE, 1R PR IR BRI,
RN B E SN HERRPEAN S BN AR AN ) ST 9T

G FUE N B BARIT B A IR A A ARIE AL & FME, T 2024 4 10 A 24 HEZ T A
WE AW S5 ARbR . FERIARA G EFNE, RERZARAAERERICER. R FIERR

e N W ik

e BN RV DARSIEAS F S B ot 10 S 0 BT IS 2 4 B, (EANRAE R e &L
R RS ARIANREI . BBAT R, BEBTH AR B R AT A2 B 352 A

e AR AR

ARG H 5% TERER S 1
AAREWIE 2024 4 07 H 01 HEZ 2024 4 09 H 30 H 1k,

§2 FE& 7= MmN

FEG TR J5 1B & PR HEE T X 254 (LOF)

A TR KiBIX LOF

Hedr EAAY 167302

LR A (YN LM, IR (LOF)

R4 A 2019 4£ 9 H 26 H

i R I 4 00 B 300 7,030, 545. 53 ¢

% Hir SR EREAR TR S, 18R R 25 B RN R R R 2 /M

7 A A HE 4 32 BOR FH 2H A S SRS S0 2 B A SR DA B 1) PR R bR
PFEE, SEIIESIE Bbr. IEWEN T, AREEE bl EE K
2 5\ 45 LR A 2 TR) 1 H 35 PR ER AR 25 B2 I 285 (A B I 0. 35%, 4F
T ERER R ZE AN 4%, 46 S SRR B 4 BRI 45 H0U8i 0 I S AR
B @B ER RS, FEARIEAR TR 2080 B S AU E (172 5
XoF 5 S A5 0t A A SR AT A N b R o B AR SR R T R B T 3 sh
AR BRIEARE IR PRI 79 Bt IR e PR A 15 05 S5 00, S EUARRE S0
VEIRAFXIAN ) S A2 0% B PR 4 D I, 5 T N\ R i 5 9% LA
B AR I B B AN AT AR i A 7 kAT B AR

VA5 E- i FELAE Y RS RV X 25 B R Eli 26 % X 95% + N B M ARAT 5 A7 3 R
F (BiJF) X5%

JARS YL 35 R AE ARG R TRCEER RS, HHUHm RS s TR G M E . fhidr

MBS RMNIgAE, NIEFRR RSB K B0 U
Mot Aho TRl AL SONR B &, BoA SARMFE B AU KU YA 2 45
fiE.

AR Sk G 3 AR O 5 T AR SR T 37, S i P s AL T AR %
T

12|

2




77 IEE PR M IE RIS X 4548 (LOF) 2024 538 3 RS

B BCBARA T R AR AE 5 RN 5 2 5 i R KR AT XU

EEEHA T IEE R EHARAR
EELEA Ho TS R AT B A R 2 7

§3 FEMFHIPNESHERI

3.1 FEM &t

Bfr: NRMt
Est R =p N MW (2024 £ 7 A 1 H-2024 %9 A 30 A)
L. A Sl ad -12, 697. 19
2. A A 990, 469. 46
3. DAL 351 58 4 A BUA HA R i) 0. 1455
4. AR e 0 1 6, 320, 152. 89
5. WK IS An HidHE 0. 8990

E: L A OB ik AR ON . Bestlieas . AR RS2 seprE2eshias) 1
BRARSS B Y R, AR A s B e in EA 3 28 et E AR sl
2+ PRIk GV SR A OISR NN 57 3 G 125 01 3% . TH N3 S Sl as /KT 24K T

IRl

3.2 g FERI

3.2. 1 E &M BUFEM K T XI5 RIS LB AR as F A HLER

‘ NS
HHEIE KR | i EE KR | ittt -
M B o o e 28 R bR O—6G @—®@
® FREZEQ | #EREEE B
HE®D
HE=NH 18. 95% 1. 39% 18. 21% 1. 44% 0. 74% -0. 05%
T ENH 22. 11% 1. 23% 20. 88% 1. 26% 1. 23% -0. 03%
HEk—4F 10. 43% 1. 17% 9. 78% 1. 18% 0. 65% -0. 01%
U -16. 19% 1. 21% -14. 81% 1. 20% -1. 38% 0.01%
o HAE -10. 10% 1. 20% -4. 31% 1. 19% -5. 79% 0.01%
HE4 5
-10. 10% 1. 20% -4, 65% 1. 19% -5. 45% 0.01%
AR B4

3.2.2 HESHREMURE S RITHFHEM KRS LI 5 RS LB
RAZ B




77 IEE PR M IE RIS X 4548 (LOF) 2024 538 3 RS

FAE S IP M AR AR I B RIS (LOF ) i3 1A 4 = = 55 Jol 34 e #5 HO A 3 SR O 3 = 6h

5 9,56 3 3o O B
40. 00%
32. 008 f'J"jd
" A Wi
24. 00% h 1.“&«1}”' m:ﬁﬂl
16. 00% ﬂfﬁ%:fw Vm A
0. 00% Mﬁ’ﬂ WT ;":a' : \W
B . ] N af l" m M
. W\m A
~24. 00% " ‘ww uht :’ﬂ R\\M
=32, 00%
S 5 8 2 ¥ 2 3§ 2 8 2= 5 88 5 8 2 v e 3
T
— FEEMPRBBEABXEGHE (LOF) R EEKE
— BEEMATRBABRSNE (LOF) By bakitisyiss
§4 BH ARG
4.1 REZHE (HEESLE/NE) fE
EARFE SIS LR F5 M0l "
k4 I — i
¢ T Emnm | BEON| R Lk
AR T e T 2 Bk R 2R 4 i T AR
Lk, WL ALK FER TS
Mo R ARG UE S B 03 A BR A 5] 5 7T
ERAALRFFE 51, 2019 4F 9 AMA T IES
I SE AR AT, PIHTR B v 5Bt
FEO. RELFENE, 2022 4F 3 AER
IR T 7 IEE SIS AR A T 5
ERR AR S S, 2022 FE 3 AE
WA, £ 77 1IE & FRAIIE 500 22 5 BT
IR EOIE S R 4. 7 1IEE FHIE
i ARGH 202243 ] 28 o x%iﬁﬁiﬁhiﬁuﬁ#&ﬁ:ﬁ K
G4 H PR A, 2022 4F 3 B B HE

K, AT T 1E & FRAAIE 100 32 5 BUIF i S
BOF 4% R S B R & 7 IE & FIE
BN 50 A8 5 B s Fia Bk F 4% %

& 7 IE & A IRIEIE KT X 25 A
FRBEIE B % I 4 (LOF) FE 4243, 2029
3 A& 2023 4 12 H, A7 EE I
= 2 [ R 97 s BIH 2 5 BT s\ He L
AR LIS, 2023 FE7HE
A5 WK, AT 07 1E & FRRAIE 100 22 5 B4
G AR S e Tt S E L




77 IEE PR M IE RIS X 4548 (LOF) 2024 538 3 RS

TE: 1 “AREREIH” A BRI 2 dE 2w R g B E AESAE H AR RS H
2. AEFF ANV & SCEEMATIE P4y GIEZRA MOk N 53 BEAR A BE M) FIAR S HEE -
3. ASE G 3k A BB R AR AL S5 50 7 BT R e B e B

4.1, 1 15K FAER B IR RI SR ST & 298 F W B R 7 B 1L
A AN TS B .

4.2 BE AN RER A AESIBEERTEF IR

RGN, A E BN R TR EE M S G FE, AEWSEER. Bl
B RA R R BAIE Y R E 0E, E AR R AR A 2Rl B, 9 TR AT N ROR B
Kbz ARGISEEHRTEA REEEMN LSS FRIEMLE, THEESHIHEE AT
IUETSP

a1

X

4.3 A PR EHERHHA

4.3. 1 AP G REIRATE D

I, AR SE BN HEIAT T GEF IR R GE A A AP 5 I R SR M OF
IEE RS EHAWRA T AT HHIEE) FIE, i RGN LT AL 55385 7 M f2 4l
Gy AT IAT, AT IR & B A S 4

FEAR R YR N IR HI T, ARG PN | G — BB oE U B 6 A4 A a0 4%
PN R VLML 0 RGP, TIRE SR A SR FRAEE . SR B S5 T 57
A RN 2 B IAURIEE, WA & 308 SR BRI ST AR IR ) 7y, BB S
FERBGEH N B B BB H G HE B B R SR, B A E . HEL R
BARFBAMGE & 17052, AR R A G LB 2 (8] RS 5 8RR AT G B IR .

FEL G PATERI T, AREEBANIATRBZSHE, ZH e R25H R EN AT
A5 DIREF AL MR FARSE, MO N R AT T 1%, BRIR AR S R A G . X T
— R HRIEEIR I S, FE AT 5 IR N SL AN 28 1 A R 7 FE L o

4.3.2 R ERX HITARNE TN
AIEGE BN T 5 S 5 PRI L, R I R R IAS I AP A W S AT N

4.4 R 5 W W E S B B RIEAIZED T
B3 2024 4F Q3, A i 2 V RREES . B 7 A¥IE 9 A H, i HATEST
ATHPRES, X% Bt TR (R BN T 3 1 2 (IR S B0 o [ A J SR AN /2 A e 2

% 500 #1211



77 IEE PR M IE RIS X 4548 (LOF) 2024 538 3 RS

MR TAGHK, ZFF GDP MRS 4. 7%, B HAT FTHE . RE 9 Aol
b PMI BE A B 22 49. 8%, HEEMACKE, H 2024 5 ALK, FREHIE L PMI 452K BE Ak
k. MIKTTIH, JUE R R RNKIEE (CPT) ARTEIE, (H Tkl Iisds% (PPDD
(7 LU K 3R TE 58 R BT R BRI T ki dh . [RII, #hox v 9 i B8 000 [ LL SRRk I
TS DR B R WA 6, FEATHI RIS M85 1 B0 A IR I AME O, BETT AR 1 587744
. SR, BORHMIAARW N TIZEN TR . 9 H 19 H, SEEEE AR L 50 M5,
bREAEHIERBEN R, X2 OO BTk TR RIS O, WO R E B E T
FTERMAM. 9 H 24 H, B Ipa s frE 5 m i R BEA KGR kK iz,
ANREBUT BRSSO PEIER S S ERHAR, aRFEE. B, BAEEITRZRL
FCEATEEE], QISR B MBCR T ASCRE AT, XSGR AR iz 0 — R A, 1&
2 TBUTE <o Rl 5 B A ) SRR B < R LI BRI, SR AT 5 2% 1 (R DRI B L SEHIE 27
BRSS9 H 26 HMBUAR R, X I BRI B B 6 f =i kase B is
(RIS, DAROGS BT A R AN A SRR G R R KR J1 3R, FERbR SR BT 8 1 R AR AR A2
X WBCRAT A AR TTIATEN T 2T aE, MR IR T B ME 0, FH&ER
FRECGRIL T R k.

JEEE 2024 4F Q4, T TN T BRI K SR 78 43 1) HLAEARTH i oK tH IR A RS, i
FERIN AT Re A X RFEETE . ST, B IS BIBCR R i AR B SO 3F . BT TR Es . skl
SR 5, LSBT AT Be I BR (RS 5, AT B e AR T 7K R B R 3 B AT A )

ARHE G BRER AR (TR O AR ) IR R RS X SR 4R 2, AR IR E KIS X s e 484,
e TAEA/E E A BT I R SRR OQEX) HiZIAE . R XA
TR AT BUX — A3 B0 M R0 BRE. Bl iy R3E. 2R, BUNANLT.
ZAREUR 250 R s wI R G IS Dy B LR BB AL 5 Bk B A LT T XE S i
e be A AT, PAZRE SRS X _F T 2 5 B AACIR B .

BB, AN, ARG RS A RN A0 f W TR (AT DL Aoy e 1 4
I, (REREE M IETIBIE, FaPRERRZE LU H 510 58 FE 55 Fabr s il 7E & R R e YE IR 2 N

4.5 & W NEESHNL SR

FEL (B BEUHERASRIE N “3.1 EEM SR K& “3.2. 1 EeMFUHEK
5 H 5 WL SR LS R v A B e 1 L e 35 e
4.6 MEMNEEHHT NERES T HETE LA

% 60 k12131



77 IEE PR M IE RIS X 4548 (LOF) 2024 538 3 RS

AR RN, BT 20244 7 H 1 HE 2024 4 9 A 30 HH I 1&g =+ T/EH %™
HER T ET /i ciE . FRNEIERERE R, ARESES NN TEHEER S #ERT L
FTJigt. RREEENE MR TTZNFEEY, DBk R B S,

§ WAEHEMRE

5.1 MEMIARZSH - HEHNR

i H

s o)

R B BRI (%)

1| Baasss

5,903, 933. 58

90. 32

Horpe B2

5,903, 933. 58

90. 32

2 | REHE

3 | BEW BB

Hrb: fig

BTSRRI

4 | st lRRE

BRI A AR R

6 | RANIREEHT

’—_‘;:

b KR ) SN IR B 4

R

N

'~

AT ERRE & & il

623, 628. 63

HAh 5t

8, 880. 04

it

6, 536, 442. 25

T AEE AR ORI 1L RO AL 45 B A ISR 0 2 SUHME A 2630685. 61 T, (i EE G B

fE LA 41, 62%.

5. 2 & HARBAT I REBER R A S

5.2. 1 |EHARBHERR LT RIFARERRAE

hG AT ARME o) iy B 4 R P v 4E B AT (%)
A e ARG dRL vk s :
KAk 11, 018. 00 0.17
il 3l 1, 764, 882. 28 27.92
b CIWANE VAN S W& e Ve | 56, 441, 00 089
VA
E [@Hk 11, 549. 00 0. 18
Fo R AEREI 27, 944. 30 0. 44
G ik, SigAmsElk 118, 430. 00 1. 87
H o [fFrEfEmol s s
= e = -
, ;iﬂ?iﬁu\ ARG BHE AR 34, 827. 00 0.5
I N 999, 296. 39 15. 81




7 IE & A R IE RIS X 2R 4R

(LOF) 2024 455 3 FFE i

K =l 154, 380. 00 2. 44
L SR % 5l 7, 248. 00} 0.11
Mo R TR R S5l 26, 413. 00 0. 42
N KA FREE AN i B 6, 555. 00} 0. 10
0 |EERMRS . ABHAH Al RS s :
P HE s s
Q |[DAAHSTAE 7, 388. 00} 0. 12
R [t RE MR 2, 936. 00 0. 05
S GiE 7, 920. 00 0.13

&t 3,237, 227. 97 51. 29

5. 2.2 | HF I RBMRHRE HIT U REFARERRAE

e

RES]

AReHE Co

o 3 B I AE EL A (%)

I NN ON::N 4

RS URIA

i 3 b

25,292. 00

0. 40

L B0 VR BOK A
(A4

2

IR A

ALl A REATIEEOL

4, 746. 00

||| =

ERERIE V4

—

AR B AIE S BRI

55k

5, 982. 00

S

i 3l

L ST e 55 IR 55

BEART FEAEA R 55k

KA ISR > S it i Y

i B 55+ A A H A IR 55

HE

TA RS AR

SO AR E AR SR

|20 B=-H "= Bavl [eol B I B ol l=f R

=1

R

it

36, 020.0

5. 2.3 WA WIREATIL Y RENER BB RERAAS

AT M5 ARME (NRH) i B4 T B L )
(LR 10, 208. 26 0.16
R0 75 VH B A 296, 328. 87 4. 69
Wb 5 T B 30, 660. 86 0. 49
AEUR - s
G ik 1,061, 432. 34 16. 79
IR fi 35, 230. 23 0. 56

% 8T k1211



77 IEE PR M IE RIS X 4548 (LOF) 2024 538 3 RS

Tk 107, 001. 91 1. 69
ERSESN 50, 067. 10 0.79
1E TR 55 571, 038. 68 9. 04
NG 184, 086. 56 2. 91
Var:ines 284, 630. 80 4. 50
&t 2, 630, 685. 61 41. 62

e PLEIERM 2 ERAT L 73 F8hrHE (GICS).

5. 3 IR %A SeUME 5 B ST 1+E LA K /MR B R 1R B4

5.3. 1 | EH W RBHERF LA RME SESH = RHELLH K DHEFRITH2RER

Bt B4
5 | RERE| BREAKR | HEm (B | ARE Go) | HEEESEEIE] (9
1 00700 | &I 1, 400 561, 310. 17 8. 88
2 601318 | HEF% 6, 000! 342, 540. 00 5. 42
2 02318 Hh ] o 22 4, 000 180, 899. 07 2. 86
3 01299 | AFLRES: 7,000 439, 667. 71 6. 96
4 600036 | FHFEERAT 7, 900 297, 119. 00 4. 70
4 03968 R HRAT 2, 500 86, 910. 01 1.38
5 002594 Al 600 184, 386. 00, 2.92
5 01211 | Ebwid 4 500 127, 964. 00, 2. 02
6 000333 | SERILEH] 3, 130 238, 067. 80 3.77
7 00388 | HHEAZZ T 751 220, 917. 09 3. 50
8 600030 | HFIUES 5, 655 153, 816. 00 2.43
8 06030 H SRS 1, 000 18, 531. 78 0.29
9 000651 | #&JJHLds 2, 900 139, 026. 00, 2. 20
10 300760 | WEGEST 400 117, 200. 00, 1. 85

5. 3. 2 & R BURSL BHHZ A SME 52 S5 78 H B /NP BB T2 R 4%

e EH 41

. i _ b 34 v e iE b

s IR ZE AR BRELK | e B | ARMEGD | wf “

0
1 02018 B A R 500 14, 383. 55 0.23
2 688525 16 4EAFi% 200 12, 120. 00 0.19
3 000060 Hh IR R 1, 600 7,936. 00 0.13
4 688343 o NRY 200 5, 982. 00 0. 09
5 300735 BN R %53 200 5, 236. 00 0.08

5. 4 M EH WIREFS: MO ROBBREAE
AIE G AR RRFFAT 557




77 IEE PR M IE RIS X 4548 (LOF) 2024 538 3 RS

5.5 & BRI A YA o 2 & 1 E b R/ HERF B AT A8 R 3 A
ARI ARG AR RS A IR

5. 6 & WKL A FOMHE 5 H & T 1H#E IR/ HERF BIRT 48 B SCRAESR U3
B 4
AFE G AR ARSF A B SCFFIESR

5. 7 MG MR A R E SEER = HEWH R MEF AT R4 e RBE A4
AT GAR T R AR A S S EBB .

5. 8 M & IR A Y E G EE TP HE WA MR BIRT LA BGER B A
ARSI AR AR AR IF A BUIE

5.9 & WIRAES T BB H B OLUEH
ARHE G AR AR IR A 3 5%

5. 10 3 5 JAR AR G Bt o9 BFUH 38 5 R ol i 9
AT AR AR R #5955 [ i 4 6

5.11 E HEW

5.11. 1 AZ & HHMI T LIEFR AT ERA R B HIABKER I ILRHE, K
G i B —FEARBIATFET. &THFHR

ARHE AT HAAETRRAT BT, BT B AR AR PR B R A F
IAER S H b H AT —E N BN E R TATHEST . TR AL, AN, ARIESHR BRI
FEEMTIEEEINEOR, B AN H T, EAR T 0 A RS DR e g %

5.11. 2 BB HKHI & RER T HNE S & R E K& LR EE
ARFE GG HIHT AR, B 2 RS ) A e i 2R P A B 52

5. 11. 3 FoAth ¥F =44 B
Fr5 B &8 O
17 ORIIE 42 71. 10
ESCIE 257 Bk i
YA A 8, 279. 47
M &iIDS) -
JRZ S FR R 529. 47
FoAb RIYR i
100 F£ 121

D |O WD~




77 IEE PR M IE RIS X 4548 (LOF) 2024 538 3 RS

7 HAth

8 |&if

8, 880. 04

5. 11. 4 5 BIRFFAH WAL TR I e B i B4
A AR A SR R R AT IR S A T 4

5. 11. 5 R 15 BIR AT 148 B = P A E Uil S2 PR 1 L ) 15t B

5.11.5.1 1 &5 W R TG HE B A+ 48 IR R P e PRI 2 PR % L 1 U B
ARSI AR T IR R B AT 44 ISR AP ANAFAESE A PR 1

5.11.5.2 3 & Y R AR B K 1 F48 B A FE Ll 52 FR 1% O B D
AT AR AR BB A B 11 T4 I 2 vh AN AR L 52 R 5 0

5. 11. 6 BB A AR & M KA SR 3 )
PO & TON B ISR, 5292 A A o2 6] T A7 A R 2

§6 T AES RS

AL

ﬁ%%%wﬁAfﬁﬁ@

6, 846, 447. 15

I T S0 300 ) ik < R I 3

478, 004. 32

M:ﬁ%%%ﬁ%ﬁé@@%%

293, 905. 94

75 1300 1) B < 5 0 AR B A (A
UL =T 3D

e ST AC SR, < 00 A0S A

7,030, 545. 53

FEe BHHBA IO R G S B
§7 & EENCHERREREAZEERHN

7.1 R EBEANFRFESHTRNER
AR WA R G RS A TR AR,

1.2 RS EHRANCHEAREREL RS 5 WY
AR A B 3N A e R A

§8 MR HH RO HMBERFR

8.1 MEM WA IR ERFESMHBLBIE B SET 20%H5F 5L
AR 5 S0P AR B4 R AT SR e AL B s 20915 L.

11 4t 12|



77 IEE PR M IE RIS X 4548 (LOF) 2024 538 3 RS

§9 HENXMHFHEZ

9.1 FEXMHHEZF
(D I EER SRS S N
(2)  (J7 IE & FEA PSR RS X R IR BOER SR 3 & (LOF) R
(3) (7 IE& AE A P R RV X SR B TR BOIE R Bt k& (LOF) $EE ML)
(4> (7 IE & AME A P R RS X SR TR BOIE R R Bt k& (LOF) #HZF B 1)
(5)  FEGEIAS BRI B,
(6)  EEEFRE AL TR B,

9.2 FFHE &
A AR S B/ B S0 A R BT

9.3 IR
P T BB A A T AN/ R AT N R T e SR 2 I 4 B S0 E SR ARG, % E
T 7E & BRI ) Py A% 25 S 10 5 R R AT DA

HEEHESEEFRAA
2024410 A 25 H

o120 $ 121



	§1  重要提示
	§2 基金产品概况
	§3 主要财务指标和基金净值表现
	3.1 主要财务指标
	3.2 基金净值表现

	§4 管理人报告
	4.1 基金经理（或基金经理小组）简介
	4.2 管理人对报告期内本基金运作遵规守信情况的说明
	4.3 公平交易专项说明
	4.4 报告期内基金的投资策略和运作分析
	4.5 报告期内基金的业绩表现
	4.6 报告期内基金持有人数或基金资产净值预警说明

	§5 投资组合报告
	5.1 报告期末基金资产组合情况
	5.2 报告期末按行业分类的股票投资组合
	5.3 期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4 报告期末按债券品种分类的债券投资组合
	5.5 报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细
	5.6 报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细
	5.7 报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细
	5.8 报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细
	5.9 报告期末本基金投资的股指期货交易情况说明
	5.10 报告期末本基金投资的国债期货交易情况说明
	5.11 投资组合报告附注

	§6 开放式基金份额变动
	§7 基金管理人运用固有资金投资本基金情况
	7.1 基金管理人持有本基金份额变动情况
	7.2 基金管理人运用固有资金投资本基金交易明细

	§8 影响投资者决策的其他重要信息
	8.1 报告期内单一投资者持有基金份额比例达到或超过20%的情况

	§9 备查文件目录
	9.1 备查文件目录
	9.2 存放地点
	9.3 查阅方式


