K Z R RERERSHIEFREES
(LOF)
2026 58 3 2

X1

X e

2026 &£ 9 A 30 H

EEFEN: KESEHEARAHF
BEEEEN: PEBRITROERAF
WG HE: 2026 4210 H 27 H



K2 sims RIS E RS BUE R 7 4 (LOF) 2026 455 3 ZE Mt

§1 HEERR
RSN ER 2 LFEFRUEARR S TGO AR RICE. = 31 R 5 R,
FEXT N AR B S PE L HER AN S8 BE VR AR AEAN 1) B A AT
B N EERAT R0 A IRA R IE AR S & F2)5E, T 2026 4 10 H 26 HE & 1 ARG
55 4R bR . IHERAEHEMEFANE, RIEEZNBENEEREICE. RBIERRREL
-

B BN R VA DOURSIEAE T L B R 5T 0 SR D BT I8 T 2 4 B, (EANIRAE RS B — € &L
RSO ARIAREZI . BRI, BEBE AR BB R SATNAT 20 P 3 A

SR ER IR

AR P S BRIR A i

AERIE 2026 4 07 A 01 HiEgZ 09 A 30 Hik.

§2 EET ML

AL K% R IR A (LOF)

N TETRR % W& LOF

e FRG 160921

5 oA 160921

e (Y T B RTFKE (LOF)

&AM 2018 28 H 18 H

i35 WK 3 & 0 AU A0 14, 586, 943. 82 ¢

Edrid=Rin FE G B ONAE R 1) XURS AR 28 = i s M I 2l |, 32
PR 2 RIS TS, 1B SREE S U7 1K A (il 3
=

P R AFEEE X E AT TG BORE 2R R 104
W, 465 e RS T br i e . iz
Je HoAth 4l T EL A EL A3

b4 L S v HHIE 800 5 A i 2 +85%+ i — [ foi &l & (1-3 4F) 4
Holh 7 ek 15%

AR W 2 R AIE AIEGRIRE TS, HAUHEE SRS AR T I 5
HMESE, mTRATYELESHENES, B TRAKK
PR HE S

REE&EEHEA KR4 B HA R A A

BEEN Hh EARAT I A PR A =]

B o R G R TR AR KZ KRG (LOF) A | KRZEIKES (LOF) C

B S G N TR % %% LOF -

T & JH A S ARG 160921 016062

T AT J 70 5 < 10 4 i

12, 457, 316. 79 {1 2,129, 627. 03 11

8 20 3k 11




K2 sims RIS E RS BUE R 7 4 (LOF) 2026 455 3 ZE Mt

e ARSI S B HEH 2026 459 H 21 it R “ IR 300 f5 £l +60%+ i 23 & 1 ik
BAR40%” AT “HIE 800 FRATIL 5 %e85%+ b 5t - [E T B M & (1-3 4F) FR AU A5 % 15%

§3 FEMFietrMESFERI

3.1 ERMFHER

B NRMIG

B e b ﬁﬁ?{%%i?ﬁla—zy%fyama)
K% KugE S (LOF) A K% KugiE 4G (LOF) C

L A s Bl s -19, 758. 92 -8, 119. 59
2. A HAF]E 1,772, 094. 85 288, 308. 56
3. AT 35 5 G A AR U R 0. 1398 0. 1343
4. AR B G 0 P A 17, 892, 228. 32 2, 980, 830. 28
5. SR B4 03 A1 HE 1. 4363 1. 3997

E: 1L AR C eI

GG ANIFLB MO, BV, L. CR & A RGHEERID I

B AR < % RTRIE I URAE A5 2% I (K0 AR, AR 9 A 9] s B s o _E A 0 2 Se i (B A2 sl i
2+ it F e SHRIR AR A NGBS 5 2 G 1 & T2, T A2 5 sk Bl K1 2
T oHeT.

3.2 EeFERIN

3.2.1 ZEMHIREN KR K5 RS BN 2 1 L
KR Z HRMEIR S (LOF) A

N Mb &5 bb s e v
. . K R RN SR b e e
WE  PeEKEO| | o S ki) 0—0 @-®@
HZQ@ l§E6) @
HE=AH 10. 75% 0. 83% -8. 31% 0. 81% 19. 06% 0. 02%
TEANNNH -1.33% 0. 80% -1. 34% 0. 79% 0.01% 0.01%
HE—F 1. 76% 0.97% -3. 14% 0. 69% 4. 90% 0. 28%
HFE=F 5. 22% 1. 16% 16. 09% 0. 68% -10. 87% 0. 48%
it AR 13. 63% 1. 11% 2. 13% 0. 67% 11. 50% 0. 44%
oEHE 91. 80% 1. 12% 23.31% 0. 70% 68. 49% 0. 42%
HEHR
Eij&;;g;jl 126. 87% 1. 08% 40. 75% 0. 72% 86. 12% 0. 36%
% &
K% kiR & (LOF) C
N Mb &5 bb s B v
. . K R AR SR b e e
WE  EKEO| | o S ki) ©—6 @-®@
HZQ@ l§E6) @
HE=AH 10. 59% 0. 83% -8. 31% 0. 81% 18. 90% 0. 02%
TEASNH -1. 64% 0. 80% -1. 34% 0. 79% -0. 30% 0.01%
ERY e}



K2 sims RIS E RS BUE R 7 4 (LOF) 2026 455 3 ZE Mt

o % —4 1. 13% 0. 97% -3. 14% 0. 69% 4. 27% 0. 28%
i3 =4 3. 30% 1. 16% 16. 09% 0. 68% -12. 79% 0. 48%
B

Eii%i@gg;l 5. 72% 1. 12% 5. 44% 0. 66% 0. 28% 0. 46%
% %

3.2.2 BESAFAARMURES RIHFENKRED EHE RS ERE AR

RREHI LR

Kk Z HMER S (LOF) AR VHPEIE K ER S [ ]k 4 L fse ik HE U 7 3 04 [y 52 E B354
A4z

140. 00%
120. 00% W ﬁmﬁ“
100. 00% WMM W\MJ r/s/
BO. 00% w\k
60. 00%
)
40. 00% ‘r)f'\w\.-\ﬁ% ,_MM
U w i M\,M.,.mr
20. 008 g T e |
" i) ‘(dl '\MMJ
0. 00%
% E B S B R T TR EEs e S
PR I I I T SR R A I
= [=] (=] -— (=] - = (=) (=] (=] b (=] -— = = = = t (=]
G ok ol e & o L oy iy o b & o & & ok
- - -— - o o od o4 o4 [ ) o o o o4 o4 od od [ ) o4
o (=] (=] (=] [w] (=] D o (=] (=] [=] (=] (=] o o o o (=] (=]
o o o o o o o o i) o o o o o4 o4 o o o
|—xﬁ%%%ﬁ%(mHa?ﬁ#ﬁ@ﬁi—xﬁ%%%ﬁ%(mmaﬁﬁﬂﬁﬁﬁﬁﬁ$|

KR Z MRS (LOF) CRFTENE IS [F Wb S bb e R e i as 32 09 [ S AE )
bt Pl

2026-09-30

16. 00% L
12. 00% ﬁ ‘ﬂ\
Wea T lh .
8. 00% w y W 1
4. 00% "\‘ ‘UA\
; ? m ;
0. 00% ﬁm TR }
| N s
-4.00% { (44, Aa e
. Y Wt
-8. 00% YV
LN
-12. 00% \F M m{
-16. 00%
uy =t =+ uy [T =+ o (5t ] o [ ] o (] (8] (o] [} — — o o
o o4 -— o (o] -— o o — o (o] - (=) o4 — o (o] -— o
R R T S N e A N s T T T T A e N
(=] (=) -— (=) [==] (=] - (=) (== (=) (=] Lo L) [ (=) - (=] (=] (=]
| 1 | | | | | | ) | | | | | 1 | ‘b \b ‘b
o 4 4 o o o o =+ =t =+ =t =t uy uy Ly Ly
[} o4 o4 od o4 o4 o4 o4 od o o o4 (] () od o o4 o o
(=] (=) (=) (=) (=] (=] (=] (=) D (o) D D (o) (o) (=) D D (=] D
o o o o o o o4 o4 o o4 o4 o4 o
|—xﬁ%%%h%(wmcﬁﬁ#ﬁﬁﬁ$ AREERES (ch?ﬁlE%&ﬁﬁ$|

2026-09-30

TE: 1. A H 2018 4 8 H 18 Hil, MIRMCER RIGHC B IR & AL R S & oy BT
ROETR B e (LOF) 7,
2 ARG EFME, HSEHAN MY HHEE FRAERZ RN AL 54 &

AFE4 (LOP),

Heak

4700

It

7N

1177

(S S NLE S W Rl ey




K2 sims RIS E RS BUE R 7 4 (LOF) 2026 455 3 ZE Mt

REEEERMAE. EEMEORN, ARENERASHINSREGRNZE.
3. A4 2022 4 6 H 23 HEIEBL C AL GMAIII, C RMIFAEIGR R AN G AL SE #E
Wi E 2022 4 7 H 5 HAHMHZ HITMH 5.

§4 BEAWE
4.1 ZE&ELHE (BFELSLE/NA) FHN
EARFEEHIFSL IR | F%4 M0 "
145 — i
E ) BE et | mEnm | R Vil
FEH KB T, 2016 45 7 AR
mgﬁﬁiﬁm“ﬂ“ﬁﬁm%%ﬁ%
PG L TR, e 4, R,
%E%mﬂﬁﬂﬁé%@omm$1ﬁ
26 H % 2023 4F 6 A 2 HAE KRN %
PSRRI R B o R & 2P . 2021 4F 1
H 26 HZA 2026 4F 8 A 14 HAE KA
B 7 4 52 T R & BIE R R e 4 ik
42021 4 12 =
El§e: iﬂg ;z g - 104F  |[&4H, 2021 4F 12 H 29 HigfE R Z

M R IC B VR A AR L 4 (LOF)
&2, 2022 4F 10 H 31 HifE Kk
Fll:él[ﬁ @ﬁﬂﬁmilﬁ#fﬁh)‘ﬁ/\ﬁ/\ezfi
2023 4F 9 H 21 HEAE REBAKRIR S
RNEAR R R SRS 2024 £ 5 H 7
H 2 2026 £ 9 H 7 HAE KRB i —
FERHHREATNE R R SR S8,
BABES M Tk . EEE: HE

I AR HE, BAER DA S EHAFHREZ H.
2+ IEFFMLAER BT AR FHE & GEFReLEES . WH. SREEANR N
W B BT AR SSRLE .

-

4. 1.1 ARGFAEREFE R EETHRIR R LB N E 2 B F RS K7™ R E L
T

4.2 B NXRE A A EE S E A <745 15 L A 5 B

WA, ARESEHN S PRI ERESR) . (R NI EIESR 551 2
EIR) FARFHEM MG e E UM B EA R SRS EE, DBUE T,
BUETHEBRANNRE, AEWEEM . SRR ST R NS BN 2 e 5™, FE Ve 2
B R AR P B B (T RTIR T, DS B A AR ERA 2, T 2 e B A A A
i AT

\k

% 500 3k 11T



K2 sims RIS E RS BUE R 7 4 (LOF) 2026 455 3 ZE Mt

4.3 APRGERHH

4.3.1 A3 5% BT FE

WA, AR RRAT T AT S B RGIE. ARNERGIA R TR, Wi F
P B AL IS 4 AZRRERIE Y. 3 HS. 5 H P& 10 H P IREE R 550 5 19 1 5 5t 234
FFAHT, S Al — JE e 0 B B B 2 MR VAL B AL SE3R (T S A T BRI AN B AL 4 i
YEAE S AT NG T AR5 M 54047, AR EE T (AHE. 3H. 5 Hy 10 HD &I
A2 oy MR [6) 58 Gy ZE WA 0 o0 b o e A AR WY 5133 58 5 [ 1) 528 B IR A1 ¥ 0 I B ) 1) 52
SRR E B TR H IS TR R (WA B RIS ) &2 A 5
N HLLEEE, RSS2 SN 256 TG AT, R B A T3 5 U () 5 15 Lo

4.3.2 RERGTAKERGH

WEHIN, AFENITASRRAGRKIAFIEATE LT N A FE TSRS AL
Al H R IAAE 5, ABAEAES 5285 BT ATT 5a0 R H A A2 5 A 30 (K .00 58 5y B AR S 24
HRAC & SRS . BBt 4l AR AC ) H A1 32 55 (K i 37 S Ll AT B4 5548 5 &4 R Ao
RN G AR W= A B, TR

\|

4.4 B RIS HIIH RIRAZLED BT

ZERRE, AN TR IT A B E, L EdE AT B2 07 AT IEAE SR AL S 25T
KT, Kt DIRTI MR, R, BERSRAR, IR 2 EBRAT KGRI a, #&
ATAR A — IR ZIM P2 LA, X & AP TH 2 A IR R o

4.5 WEHNESKWSRRA

BEARRGE AR KREZ RIGRE (LOF) A IS M AUFEN 1. 4363 70, AR RS040
TG 10, 75%, [F] Y2 PR R HE I A5 2% -8, 31%; L AR IR KR 2 Hn% IR A (LOF)
C MBE SR 1. 3997 G, AR IR S AR EI K2y 10. 59%, RIS LA
HN-8. 31%.

4.6 MEMAESRFE ANBERE ST EE i Y

AIE ARG A, 8B 7 ESE 60 TR H B HER T LT A, RAFCR
PRI B i 4 5 [A) BERAUE A NN U5 S8 Bl b ERIESR B PR D 2. H 2026 5 7 /1 23
FIS, A o BN AR AE A < 10 [ 2

§5 WHAGHRE

% 60 3k 11T



K2 sims RIS E RS BUE R 7 4 (LOF) 2026 455 3 ZE Mt

5.1 MEMREEHHEHR

Wi H

e (o) e

MBI o)

1| BB

18, 874, 125. 09

89. 86

Hr: R

18, 874, 125. 09

89. 86

BB

[ VAL 2 3¢ B

Hrp. figz

B SCRRIE SR

A Er e

B RIAT A TR

CONIR A S B

Horbre SR 1 SRR AR
F

Satcliay

RATAE RS A e it

1,903, 855. 25

9. 06

o B

224, 880. 78

1. 07

it

21,002, 861. 12

100. 00

2 WEREAT I R B

BHE

5.2.1 MEHIREATIL A REF A RE R B A

(e &S|

~feiE Go)

B4 B HHE b
% (%)

RSN S N4

KBk

643, 209. 00

3. 08

il gl

15,412, 526. 89

73.84

OO |m | =

CEWAINE AN /S W) & e Yy 1L
I

e

I,

R Z

ALl A IREOY,

645, 640. 00

A R ROl

BN S RERS,

BN

S

622, 143. 00

Syt

LA 55 A 551k

FHERT A AR 55k

1, 129, 236. 20

TKF L IR FE i i B

FE R MRS BB AR AR 55

E

PAFA 2 TAE

421, 370. 00

A RE RS

N imlo|Tv|lo|lZ2|=2|IC0|m"R|H9Y|IH|lZm|o|T|T™

=AY
o




K2 sims RIS E RS BUE R 7 4 (LOF) 2026 455 3 ZE Mt

18, 874, 125. 09

90. 42

5.2.2 MEMRIBATI D RIBREBR TR ERRAS

T
5.3 JIRIZA RMME b B & T 13E HL I K/ M HEFR R B R

B4

5.3. 1 MEWIRIEA MNE S EE T 5E H B/ NP R AT+ 28 B B 4

e | AR J% 2 44 K e (B | ARME O | HEESESEERE (9
1 000739 Sl SN 60, 500 1, 678, 270. 00 8.04
2 300677 HRHETT 31, 280 1, 594, 028. 80 7.64
3 603087 HZ=25 15, 400 1, 191, 960. 00 5.71
4 301080 SR 300 8, 000 1, 128, 560. 00 5. 41
5 601677 i P E N4 60, 900 984, 753. 00 4.72
6 688029 B R 2 11,001 954, 446. 76 4.57
7 600885 BRI 23, 800 798, 014. 00 3. 82
8 600309 Jiteth s 11, 500 792, 350. 00 3. 80
9 688169 fk B 6, 582 781, 678. 32 3.74
10 002920 1 8 1Y 9, 200 729, 376. 00 3.49

5.4 MEBRZHEFHMTRNEFERAE
T

5.5 WMEHARZA RME HE ST E K/ EEF IR & FF R A
T

5.6 HREBREZARME S EES T = RE RN+ 2 R =X FFIEHF %
B 44
T

(9]

931

(931

931

T RERARERA RNE GBS TR E SR/ NP L4 R SRR T A

To

-8 IR HIRIEA SYE 52T i HLF RN HEF IR LA BUE 3 B 40

T

9 MEPREFE S TR KBRRBRZ 5L RN
.9, 1 MEPIRAEZE ST KB B 5 M4 25 BT 4

T

#
o0
=

pes



K2 sims RIS E RS BUE R 7 4 (LOF) 2026 455 3 ZE Mt

(9]

To

931

931

T

(9]

To

931

T

5.11 BBRHAESREMRE

.10, 1 A EH R A B B R BUR

.10, 3 AHIE BB FE

.9. 2 FEER BRI B REBUR

10 MEBRAZESREWE GRS 1E LA

-10. 2 G HR A S BB 10 E 60 R FKF- S 15 55 B 40

5.11. 1 AEEHRHH +LIEFRRITERAHR T HIAMRER TR FE, =

FERE R HAI—FNZB AR, LTHIER

AR GBI AT+ A UETF AT BRI BAT I B R T LA A, BAE R il A

—HENRZBINTIHETT. AT

5.1.2 ZEREMAM T HRERETEHEE S RAENEERE

AT G BT AR 4 P SR AR Y < 5 TR RE ) 6 B F R 2

5.11.3 HARBEF=HIR

5 ey

b
dl

e (o)

A7 PRIE S

47,891. 16

IESCIE SR I 5K

176, 153. 52

WA

YA S

ISEGIAEN

oAb SR

HAth

N[O | WD |+~

it

224, 880. 78

5.11. 4 WEFIREFH KL T R B BT B A5 55 4

T

5.11. 5 & HIAR A+ 44 B B A7 FE ULl 2 FR % Oe i 15t B

%90 3k 11T




K2 sims RIS E RS BUE R 7 4 (LOF) 2026 455 3 ZE Mt

T

5.11.6 HBEAGHRE MEKIHAR I FHER A
BT & RNRE, SBZAS & T RH R

§6 FFRAE S MRS

Bfr: Hy
TiH KRZHERIRS (LOF) A | K ZEIRIES (LOF) C
5 BRI 35 4 0 400 0 12, 690, 994. 19 2, 152, 506. 95
5 A S0 e 3k 4 s A D 473 40 375, 551. 48 193, 643. 99
ek - i o 3UH 309 V) 3 4 S [ 473 i 609, 228. 88 216, 523. 91

15 BA A (0] 3 S 35 R S B (A B
BPL =7 SRR
s A HH AR 3 4 4 AU i 12, 457, 316. 79 2,129, 627. 03

§7 ZEBEANCHBEARERREEEFR

7.1 ZEEEAFHEFESHBRIHER
T

7.2 ZEEBENZHER RSB RAEST 5 A
o

§8 MR EH RRHNLMERFE

8.1 WEMIN B —RREFEESHF AL BT 20%59F 5
o

8.2 M BHE RRHH A ERAE B
2026 £ 9 H 1 H, A B REHESEHARAFT BIREF LB IRV, FU0HL (X
TR 5 AT AR LIS MR, FRPARPRIEE S R UUE th 2 FRE % A

Bl B 2 LI,
§9 ZFENMHFHZ

9.1 #EXHER
Ly AR IR M 2 A 15 ST K e 1 R 3% P B VR RS 5 B R ) S

o100 11



K2 sims RIS E RS BUE R 7 4 (LOF) 2026 455 3 ZE Mt

2+ CRBRZ SRS RAEBC B IR A LI B e &

3. (KRB SR ROEIC BB S BLIEZR R BT k& (LOF) FEE ML)

4y CORTRBUE S RE I B IR & BRI B A & oy B TP (LOF) KA FK
BRI E AT

5. KEE g8 A RAFRESCE . B, A F FRE;

6 AR T PN AE RS ) b 5 R A R A o R

(LOF) &&&F) ;

9.2 TR
B A S G BT NERT

9.3 &R
P H AT BN 8] S 9 A ), BB SRARIE S BN G http://www. defund. com. cn #H4T A
] o

KBEESEEBFRAH
2026 4 10 A 27 H



	m101
	m01_01
	m502
	m504
	m08QD_01
	m201
	m201_01
	OLE_LINK1
	m02_01
	§1重要提示 
	§2基金产品概况 
	m401_tab
	m401

	§3主要财务指标和基金净值表现 
	3.1主要财务指标 
	3.2基金净值表现 
	m07_04_07_09_tab
	m07_04_07_09
	m04_02
	m04_01_02_tab
	m402
	m403


	§4管理人报告 
	4.1基金经理（或基金经理小组）简介 
	4.2管理人对报告期内本基金运作遵规守信情况的说明 
	m404_01_0570
	m404_01_0578
	m405_01_2550
	m405_01_2549
	m406
	m407

	4.3公平交易专项说明 
	4.4报告期内基金的投资策略和运作分析 
	4.5报告期内基金的业绩表现 
	4.6报告期内基金持有人数或基金资产净值预警说明 

	§5投资组合报告 
	m501
	m08QD_01_tab
	5.1报告期末基金资产组合情况 
	5.2报告期末按行业分类的股票投资组合 
	m502_tab
	m08QD_10
	m505
	m506
	m507
	m508
	m509

	5.3期末按公允价值占基金资产净值比例大小排序的股票投资明细
	5.4报告期末按债券品种分类的债券投资组合 
	5.5报告期末按公允价值占基金资产净值比例大小排序的前五名债券投资明细 
	5.6报告期末按公允价值占基金资产净值比例大小排序的前十名资产支持证券投资明细 
	5.7报告期末按公允价值占基金资产净值比例大小排序的前五名贵金属投资明细 
	5.8报告期末按公允价值占基金资产净值比例大小排序的前五名权证投资明细 
	5.9报告期末本基金投资的股指期货交易情况说明
	m510_01_1597
	m510_01_1598
	m510_02
	m510_03
	m510_04

	5.10报告期末本基金投资的国债期货交易情况说明 
	5.11投资组合报告附注 
	m510_05_1678
	m601
	m601_tab
	m10_01_tab
	m10_01
	m7manage01
	m701
	m801_01_1733


	§6开放式基金份额变动 
	§7基金管理人运用固有资金投资本基金情况 
	7.1基金管理人持有本基金份额变动情况 
	7.2基金管理人运用固有资金投资本基金交易明细 

	§8影响投资者决策的其他重要信息 
	8.1报告期内单一投资者持有基金份额比例达到或超过20%的情况 
	8.2影响投资者决策的其他重要信息 

	§9备查文件目录 
	9.1备查文件目录 
	m801_01_1734
	m801_01_1735

	9.2存放地点 
	9.3查阅方式 


